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1. Introduction

This manual contains the operating instructions for the two INFOSTAT applications:
e FEAT: Front End Bl security database
e FE129: Front End 129.

Although both have similar interfaces they allow registered users to perform different activities.

FEAT is used to request for the assignment of an ISIN, to register an ISIN into Bl security database or to
communicate updates on securities issued by resident entities or deposited with the Italian CSD in
accordance with ISO 6166. All these activities are part of the Financial Instruments ISIN Code Service
provided by the Bank of Italy as National Numbering Agency (NNA). For further information please refer to
the ‘Terms of Use of the Code Service’ available on the Bank of Italy’s website

FE129 is used to send reports in compliance with Article 129 of the Consolidated Banking Law (henceforth,
‘129 Report’) concerning only the types of financial instrument listed in the ‘Provisions concerning the
reporting of issues and offerings of financial instruments’ (henceforth, ‘“129 Provisions’). For such
instruments, FE129 can also be used for the same purposes as FEAT. In this way a Partner can use the
same application both for ISIN request/registration and for Art.129 reporting.

As for the terms on how to access the surveys, users must refer to the ‘Instructions for accessing the ISIN
code service and Art.129 reporting’.

Both applications use the INFOSTAT platform, accessible from the section ‘Statistics> ISIN numbering
service, Bl security database and reports per Art. 129 TUB’ of Bl website or, directly, at this link:
https://infostat.bancaditalia.it/.

In order to use INFOSTAT users will need access to the internet, a browser and an Adobe Flash Player plug-
in, which can be downloaded free of charge from the Adobe website (www.adobe.it). To fill in the registration
form and browse the pdf files generated by the application you will need Adobe Reader 9.3.0 or later
versions.

In view of the confidential nature of the information, the platform may only be accessed by users authorized
for the specific reports.

The images in the manual show examples of the functions available and may differ from those viewed by
users.
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2. Accessing the FE129 and FEAT applications

After authentication, authorized users can access the INFOSTAT Home Page where are the links to the
applications, including the Financial Instrument Numbering Service and the Reporting per Art. 129 of the
Consolidated Banking Law:

» FEAT — FRONT END Bl SECURITY DATABASE;

» FE129 - FRONT END 129.

% BANCA D'ITALIA

Versione Italiana

15

= EUROSISTEMA
QL

Enter PIN Request delegation

SURVEY

v i DATA COLLECTION AND SERVICES

Authorization management

' Refresh

DATA COLLECTION AND SERVICES

m
=
=

Hgs BANCA IYITALIA

INFOSTAT

¥ i ISIN CODE SERVICE AND ART. 129 REPORTING AUlhDﬂZ-;):’]i:;z;?:rzccgssrng
@ FE129- FRONT END 128 INFOSTAT is a system supporting the preparation and
@ FEAT - FRONT END SECURITES REGISTER transmission of statistical data to the Bank of laly.

» =p RILEVAZIONI CIPA

» =p RILEVAZIONI STATISTICHE E DI VIGILANZA NOTE:

» = QUESTIONARI For access credentials click "ENTER PIN"

LINK:

[k Agcess instructions

[ | Email
TECHNICAL SUPPORT
@ Fraq

For technical questions contact help desk of Surveys and
Processing statistics Service:

+30 06479264590
[] rdvi.helpdesk®bancaditalia.it

Telephane:

E-mail:

By selecting either FEAT or FE129, the right section will show notes containing specific information on the
survey and two options:

o SERVICES ACCESS: to enter the selected application;
o MESSAGES: to browse messages sent or received by the Partners for which the user is authorized

(§3.6).

Versione Italiana

S BANCA D'ITALIA

EUROSISTEMA

NG
Enter PIN Request delegation Autherization management Exit
SURVEY & Refresh
i A DITALIA
v 94 DATA COLLECTION AND SERVICES FE129 - FRONT END 129 = INFOSTAT

Authorizations and accessing
instructions

v 4 ISIN CODE SERVICE AND ART. 129 REPORTING

@@ FE129 - FRONT END 128 Repoerting of information on the issue or offer of

financial instruments per Art. 129 of the Consolidated
Banking Law (Italian TUB)

@& FEAT - FRONT END SECURITIES REGISTER
» =p RILEVAZIONI CIPA

» =p RILEVAZIONI STATISTICHE E DI VIGILANZA T

» =p QUESTIONARI
For administrative questions call free phone number
from Monday to Friday between 9.00 a.m. and 01.00
p.m. and between 2.00 p.m. and 06.00 p.m., or e-mail
(Administrative questions) in CONTACT. For technical
questions please contact e-mail (Technical questions)

CONTACT: TECHNICAL SUPPORT
[£ +39 06.4792.6667 o ® Faq
Administrative questions For technical questions contact help desk of Surveys and
- Processing statistics Service:
(2] Technical questionsi L Telephone: ﬂ +39 0647926459
hd E-mail: [] rdvi.helpdesk@bancaditalia.it
[{ 2y SERVICES ACCESS J { H MESSAGES I]
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If the two options cannot be displayed, then it is necessary to set the browser zoom to 100%, open a new

browser table and launch INFOSTAT again.

Once clicked on ACCESS SERVICES a new window with the Home Page of FEAT/FE129 application will

open.

The Home Page of FEAT looks like this:

(2! FEAT - Internet Explorer

[E=8 B )

EUROSISTEMA

“_j BANCA DITALIA | FEAT - Front End Anagrafe Titoli

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages

Partner | UTENTE TEST 13

Role

English v

Italiano
Administrator Welcome s1SC.234169 [=l]E]

The Home Page of FE129 looks like this:

(=2 FE129 - Internet Explorer

[E=1 o )

- BANCA DITALIA | FE129 - Front End Anagrafe Titoli Articolo 129 Engich -

e\ EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations

Partner | UTENTE TEST 13

Role

Italiano
Welcome 515C.334169 [=SL]E]
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The language button is always dispalyed at the top right corner of the screen and can be used at any time to
switch between the Italian and English versions.

From the home page, select Partner and Role to enable the messages menu (see §. 4).

Every message contains all the domain elements for each attribute of the report; these can be selected from
the drop-down menu or searched by string or code, depending on the compulsory attributes of each section.’

For all messages, the data entered are subject to consistency checks and compliance checks with
compulsory requirements; all errors are highlighted.

Errors — if any — are highlighted anytime data are saved; reports must be corrected before they can be sent
to the Bank.

Both Administrator and Operator can view and amend any of the reports uploaded by all users authorized by
the same Partner.

More specifically, the INFOSTAT portal allows users to view all the messages sent to the Bank, as well as
notices, acceptances and/or rejections sent by the Bank; these carry an official protocol number assigned to
the activity, which must be quoted in all following communications.

The reporting process is as follows:

Enter the report with all related components

Submit the report for checking

Send the report

Check receipt of the return-message bearing the protocol number assigned to the report

Check receipt of the return-message mentioning that the report has been correctly received by the
Bank.

Only after the reception of the latter return-message may the reporting process be considered as completed.

" For the definitions of ‘domain compulsory attributes’ and ‘compatibility requirements’ see ‘Instructions for compiling
FEAT and FE129 messages’.
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3. General functions

Before describing the procedure to compile and send a message, below is an overview of the screen, toolbar
and instructions for navigating through the application pages.

The toolbar contains the functions Home, List of Activities, List of Securities, List of Securitizations,
Documents, Browse Messages and User ID. Two additional buttons, Info and Exit, are located on the
right.

(=2 FE129 - Internet Explorer | =8 BR[|
/@3’ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 ——

EUROSISTEMA

Home Listof Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator welcome  siscazaics [ETEE BN I

Partner | UTENTE TEST 13 L

Role bt

3.1. Home, Info and Exit

The function Home may be activated from every application page and allows to return to the initial menu for
the Partner and Role selected.
The Info button shows the registered information related to the user connected to the application.

(=) FEL29 - Intemet Explorer [=rE =
FE129 - Front End Anagrafe Titoli Articolo 129
—
Mome  Ustof Activities  Ustef Securities Ut of Secaritizations  Docemests  Browse messages pr—— wekome sucuae T BTN
User information X
Information detail on connected user
First name Loredana
Family name Malavenda
User D 5I5C.334169
Type of authentication int
E-mail address loredana.malavenda@bancaditalia.it
Lastlog-in 2016-12-16 10:45:48
Last failed log-in attempt 2016-12-15 18:05:38
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Users should always exit the application by clicking Exit as this will run the program to clear obsolete or
unused data accumulated during the working session.

3.2.

List of activities

This function is used to search all ongoing or sent activities for the selected Partner (mandatory field).

(2 FEL29 - Intemet Explorer

[E=8 =R )

List of Activities

Partner | UTENTE TEST 13

Role

Financial instrument

Type of Activity

N

User

ISIN Code

Issuer

Status

Search

Welcome

Saved with errors

Valid data - Errors in attachments

English v

Humber of Activities: 0

To be processed

Number of Activities Description Status Role | 1q be delivered Last modified Issuer

Delivered
Delivered - Rejected
Delivered - Notified

Delete Deliver Browse

The search can be filtered by Role and by activity Status, User, ISIN Code or Issuer.

The Status of an activity under compilation may be:

e Saved with Errors;

¢ Valid data — attachment with error;

e To be processed (only for Communications of FEAT Updates);
e Tobe sent.

When errors are removed from a “Saved with errors” activity or attachments are included to a “Valid data —
attachment with errors” one, then the status turns to “To be sent”.

The Status of an activity already sent may be:
e Sent;

e Sent — Notified;

e Sent — Rejected.

The activity status is set to “Sent” until a ‘notified’ or ‘rejected’ return-message is received from the Bank,
then it becomes either “Sent — Notified” or “Sent — Rejected”.

After selecting the filters and clicking on the Search button, the activities will appear with the following
information:
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(2 FEL29 - Internet Explorer

BANCA D'ITALIA

EUROSISTEMA

List of Activities

Home

MNumber of Activities

FE129-2916

FE129-2886
FE129-2855

FE129-2803

FE129-2769

FE129-2629

§{ Delete

List of Securities

List of Securitizations

List of Activities

Partner | UTENTE TEST 13

Role | ISSUER

Financial instrument

Type of Activity

Description

SEGNALAZIONE TRIMESTRALE -
Comunicazione informazioni quantitative
Certificates, CW, ETC e ETN (Sez4)

TITOLI DI DEBITO 129 - Richiesta ISIN

CERTIFICATES, ETC,ETN 129 -
Comunicazione massiva info anagrafiche
129 (sez 2-3)

QUARTERLY REPORT - Communication of

quantitative data for Certificates, C\W's,
ETC’s and ETN's (Section 4)

SEGNALAZIONE TRIMESTRALE -
Comunicazione informazioni quantitative
Certificates, CW, ETC e ETN (Sez4)

SEGNALAZIONE TRIMESTRALE -

Comunicazione informazioni quantitative
Certificates, CW, ETC e ETN (Sez4)

Documents

FE129 - Front End Anagrafe Titoli Articolo 129

Browse messages

English v

Administrator Welcome

% Search

Status

To be delivered

Saved with errors

Saved with errors

Delivered - Notified

Saved with errors

Saved with errors

Raole
ISSUER

ISSUER
ISSUER

ISSUER

ISSUER

ISSUER

User ‘ ‘ - ‘
ISIN Code ‘ ‘ - ‘
Issuer ‘ ‘ - ‘
Status -
Humber of Activities: 75
121N Code User Last modified Issuer
SISC.334169 16-12-2016 12:20 00348170101 [
SISC.334169 13-12-2016 1718 00348170101
ATO707070707 | SISC.334169 08-12-2016 10:40 00348170101
SISC.334169 28-11-2016 18:26 00348170101
SISC.334169 16-12-2016 12:11 00348170101
X50101010105 | SISC.334169 16-12-2016 12:10 00348170101
[v]

After the search, select Financial Instrument and/or Type of activity to filter the results.

(2 FEL29 - Internet Explorer

BANCA D'ITALIA

EUROSISTEMA

Home  List of Activities

MNumber of Activities

FE129-2916

FE129-2886
FE129-2855

FE129-2803

FE129-2769

FE129-2629

§{ Delete

List of Securities

List of Securitizations

List of Activities

Partner | UTENTE TEST 13

Role | ISSUER

Financial instrument

Documents

FE129 - Front End Anagrafe Titoli Articolo 129

Browse messages

Type of Activity |

DEBT SECURITIES 129

CERTIFICATES, ETC's, ETN's 129

COVERED WARRANTS AND LEVERAGE CERTIFICATES

129
| QUARTERLY REPORT
LISTING INFORMATION
SEGNALAZIO GEMERAL COMMUNICATION

arch

Rale
SUER

Comunicaziom
Certificates, CW, ETC e ETN (Sez4)

TITOLI DI DEBITO 129 - Richiesta ISIN

CERTIFICATES, ETC,ETN 129 -
Comunicazione massiva info anagrafiche
129 (sez 2-3)

QUARTERLY REPORT - Communication of

quantitative data for Certificates, C\W's,
ETC’s and ETN's (Section 4)

SEGNALAZIONE TRIMESTRALE -
Comunicazione informazioni quantitative
Certificates, CW, ETC e ETN (Sez4)

SEGNALAZIONE TRIMESTRALE -

Comunicazione informazioni quantitative
Certificates, CW, ETC e ETN (Sez4)

Saved with errors

Saved with errors

Delivered - Notified

Saved with errors

Saved with errors

ISSUER
ISSUER

ISSUER

ISSUER

ISSUER

English

Administrator Welcome

User ‘ ‘ - ‘
ISIN Code ‘ ‘ - ‘
Issuer ‘ ‘ - ‘
Status -
Humber of Activities: 75
121N Code User Last modified Issuer
SISC.334169 16-12-2016 12:20 00348170101 [
SISC.334169 13-12-2016 1718 00348170101
ATO707070707 | SISC.334169 08-12-2016 10:40 00348170101
SISC.334169 28-11-2016 18:26 00348170101
SISC.334169 16-12-2016 12:11 00348170101
X50101010105 | SISC.334169 16-12-2016 12:10 00348170101
Deliver Y Browse
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(22 FE129 - Internet Explorer

& BANCA D'ITALIA

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations  Documents

FE129 - Front End Anagrafe Titoli Articolo

Browse messages

129

English v

Administrator Welcome

List of Activities
Partner | UTENTE TEST 13 - User ‘ ‘ - ‘
Role | ISSUER - ISIN Code ‘ ‘ - ‘
Financial instrument | DEBT SECURITIES 129 A4 Issuer ‘ ‘ X ‘
Type of Activity = Status =
Request for ISIN
Request for ISIN with final data and 129 reference attributes (Section 1) e
. Registration of ISIN with 129 reference aftributes (Section 1)
Number of Activities Communication of final data and 129 reference attributes (Section 1) [ISIN Code User Last modified Issuer
FE129-2886 TITOLI DI DEE Communication of 129 reference attributes (Section 1) SISC.334169 13-12-2016 17:18 00348170101 (2]
FE129-2549 TITOLI DI DEF Communication of 129 reference attributes (Section 2-3) M0004506445 | SISC.234169 28-10-2016 19:11 00248170101
definitivi e inft communication of coupons
FE129-2384 TITOLI DI DEBITO 1289 - Richiesta [SIN con | Delivered - Notified ISSUER SISC.334169 08-09-2016 17:12 00348170101
dati definitivi e infermazioni anagrafiche 129 u
(sezione 1)
FE129-2375 TITOLI DI DEBITO 129 - Comunicazione Delivered - Motified ISSUER X20322018565 | SISC.324169 26-09-2016 8:10 00248170101
informazioni anagrafiche 129 (sezione 1)
FE129-2373 TITOLI DI DEBITO 129 - Censimento ISIN e | Saved with errors ISSUER XS0618847775 | SISC.334169 08-12-2016 10:18 00348170101
informazioni anagrafiche 129 (sezione 1)
FE129-2339 TITOLI DI DEBITO 129 - Censimento ISIN e | Saved with errors ISSUER SISC.334169 22-08-2016 14:03 00348170101
informazioni anagrafiche 129 (sezione 1)
FE129-2338 TITOLI DI DEBITO 129 - Censimento ISIN e | Saved with errors ISSUER SISC.334169 22-08-2016 13:44 00348170101
informazioni anagrafiche 129 (sezione 1)
FE129-2328 TITOLI DIDEBITO 129 - Censimento ISIN e Saved with errors ISSUER SISC.324169 22-08-2016 13:18 00248170101 v
& Delete Deliver W Browse

By selecting an activity under compilation (Status: Saved with errors, Valid data — attachment with error,

be Sent or To be processed) you can:

To

e Open it by clicking Browse or double clicking on the activity;

o Delete it by clicking Delete;

e Send it by clicking Deliver, but only if the activity’s status is “To be Sent”.

(22 FE129 - Internet Explorer

%5 BANCA D'ITALIA
vl FUROSISTEMA

List of Activities List of Securitizations  Documents

List of Securities

Home

FE129 - Front End Anagrafe Titoli Articolo 129

Browse messages

English v

Administrator Welcome

List of Activities
Partner | UTENTE TEST 13 - User ‘ ‘ - ‘
Role | ISSUER - ISIN Code ‘ ‘ - ‘
Financial instrument - Issuer ‘ ‘ - ‘
Type of Activity = Status =
% Search
Humber of Activities: 75
MNumber of Activities Description Status Role ISIN Code User Last modified Issuer
FE129-2474 SEGNALAZIONE TRIMESTRALE - Delivered ISSUER SISC.334169 20-10-2016 19:19 00348170101 k-
Comunicazione informazioni quantitative [
Certificates, CW, ETC e ETN (Sez4)
FE129-2466 SEGNALAZIONE TRIMESTRALE - To be delivered ISSUER SISC.334169 11-10-2016 18:04 00348170101 -—
Comu 1€ ir i
Certificates, CW, ETC e ETN (Sez4)
FE129-2457 COVERED WARRANT E LEVERAGE Delivered - Motified ISSUER SISC.324169 05-10-2016 12:28 00248170101
CERTIFICATES 128 - Comunicazione
massiva info anagrafiche 129 (sez 2-3)
FE129-2450 CERTIFICATES, ETC, ETM 129 - Valid data- Errors in | ISSUER SISC.324169 06-12-2016 13:45 00248170101
Censimento ISIN massivo e infa attachments
anagrafiche 129 (sez 1)
FE129-2399 CERTIFICATES, ETC,ETN 129 - Saved with errors ISSUER SISC.334169 08-12-2016 10:38 00348170101
Comunicazione massiva dati definitivi e
informazioni anagrafiche 129 (sezione 1)
FE129-2384 TITOLI DI DEBITO 129 - Richiesta ISIN con | Delivered - Notified ISSUER SISC.334169 08-09-2016 17:12 00348170101 v
[ K Delete @ Deliver W Browse ]
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When an activity is opened, the related information are displayed and one or more functional buttons,
depending on the status, are enabled in the bottom left side of the window (Restore, Save, Deliver, Export,
Create Activity and Process). For the details on the use of the buttons, please refer to §5 and following.

(=) FEAT - Intemet Explorer EI@
@) BANCADTIALIA -~ FEAT - Front End Anagrafe Titoli Engish |
SO N "
Home Listof Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.334169 m m
Partner: UTENTE TEST 13 Description: TITOLI DI DEBITO - Comunicazione aggiornamento Last modified: 23-05-2013 12:01
Role: ISSUER Status: Saved with errors
v [y FEAT-998 -
i
|| Financial Instrument Information ISIN m
| Placement Information
[ YieldInformation Type of Update 2 - CHANGE v Variation effective date  02/05/2013 =
| 1 Redemption Information
Required sttachments: 1 ISINCode  ITO003855779 CFlcode
List of Attachments Type
Financial Instrument Name Financial Instrument Short Name L
pal.bt 5D
I
Financial Instrument
Remave 50 Aftach i
Resident Issuer Hon-resident Issuer
Ve
“¥ Restore @ Save Resident Lead Manager Q [« Hon-resident Lead Manager Q [«
Deliver @ Export
Type of Financial Instrument * - Security Classification
Create Activity Process E
N\

By selecting an activity already sent (status: Sent, Sent — Notified, Sent — Rejected) you can:

e Open it by clicking Browse or double clicking on the activity

o Delete it by clicking Delete; this function is only enabled when an outcome has been notified, i.e. Sent —
Notified and Sent — Rejected.

The system automatically deletes Sent — Notified activities from the list a few days after notification.
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3.3. Securities List

This function allows access to the Bank’s Bl security database to consult data on securities according to their
specific features.

The selection of Partner and Role is mandatory. Roles other than Issuer require to specify the securities
issuer, For further details see § 3.3.1.

Furthermore the following search criteria are available: Instrument (type of security), ISIN Code,
Dissemination (Yes, No) and ISIN code.

(= FEAT - Internet Explorer [=rE =
@ BANCADITALIA  FEAT - Front End Anagrafe Titoli T

EUROSISTEMA

T Adeviisteator Welcome  s1scsza160 (TN TR

List of Securities
Partner | UTENTE TEST 13 - ISIN Code
Role | ISSUER - Dissemination -
Financial instrument -
Yes
% Search g
Humber of Securities: 0
ISIN Cat Financial instrument Description Dissemination
Browse Browse listing data

For the Reporting Agent role, the field Dissemination is automatically set to Y as only disseminated
securities can be searched.

The Financial Instrument menu lists all the types of security for which the Partner is enabled to send
reports, according to the Role he has been selected.

Once the Partner and Role have been set, FEAT displays more types of Financial Instruments than FE129:

=2 FEAT - Internet Explorer (=N =R
@ BANCA DITALIA | FEAT - Front End Anagrafe Titoli Engish | -
N osisTEMA I I

Home  Listof Activities  Listof Sscurties  Listof Securtizaions  Documents  Browss messages pr— Wokome  s1scazaico [NECTEE BETER

List of Securities
Partner | UTENTE TEST 13 - ISIN Code
Role | ISSUER - Dissemination -

( Financial instrument =
DEBT SECURITIES =4
EQUTES Humber of Securities: 0
RIGHTS

ISIN Cor Financial inst waRRANTS Description Dissemination

CERTIFICATES, ETC’s, ETN's

\ COVERED WARRANTS AND LEVERAGE CERTIFICATES

Browse Browse listing data
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=2 FE129 - Internet Explorer

[E= EER ()

ANCA D'ITALIA

EUROSISTEMA

[FE129 - Front End Anagrafe Titoli Articolo 129 ]

Home  List of Activities

List of Securities  List of Securi Documents  Browse messages

List of Securities

Partner | UTENTE TEST 13 - ISIN Code
Role | ISSUER x Dissemination
Financial instrument -
129 Status

DEBT SECURITIES 129
CERTIFICATES, ETC’s, ETN's 129
COVERED WARRANTS AND LEVERAGE CERTIFICATES 129

ISIN Cod Financial instrument Description

Browse

Welcome

Dissemination

Browse listing data

English -

Humber of Securities: 0

129 Status

se quarterly data

After having set the search criteria, click on Search to display the list of securities matching the selected

criteria.

By selecting a security on the list you can:
o Display data retrieved from the Bl security database by clicking on Display or double clicking on the

security;

o Display listing data retrieved from the Bl security database by clicking on Display Listing Data;
e Display quarterly data on Certificates/CW retrieved from the Bl Security Database, by clicking on

Browse quarterly data.

(2 FEL29 - Internet Explorer

EUROSISTEMA

Home  List of Activities

BANCA D'ITALIA

List of Securities

List of Securitizations

FE129 - Front End Anagrafe Titoli Articolo 129

Documents  Browse messages Administrator

Welcome

English

List of Securities
Partner | UTENTE TEST 13 - ISIN Code
Role | ISSUER - Dissemination -
Financial instrument bd
129 Status -
% Search
Humber of Securities: 2882
ISIN Cod Financial instrument Description Dissemination 128 Status
X85678422 COVERED WARRANTS AND UNICREDIT SPA CALL AMERICANO CW CALL SU PANIERI DI AZIONI PIPPO Y Notto be Reported |4
921 LEVERAGE CERTIFICATES 129 PAMIERE 100 26-07-2014 =
X55678430 COVERED WARRANTS AND UNICREDIT SPA CALL AMERICANO CW CALL SU PANIERI DI AZIONI PIPPO Y Not to be Reparted
925 LEVERAGE CERTIFICATES 129 PAMIERE 100 26-07-2014
X52245678 COVERED WARRANTS AND UNICREDIT SPA CW CALL SU INDICI (BORSA E ALTRI) PAPAINDICI 16-05-2012 16- Y Sections Completed: Section 2-3
a1 LEVERAGE CERTIFICATES 129 05-2015 4556 89 CALL
X51199228 CERTIFICATES, ETC's, ETN's 129 UNICREDIT SPA 04-06-2016 04-06-2018 VARIABILE CERTIFICATES AIRBAG Y To be started
831 ENERGIAELETTRICA
X50934390 DEBT SECURITIES UNICREDIT SPA 21-05-2013 21-05-2014 VARIABILE OBBLIG. ORDINARIE SERIE ¥ Not to be Reparted
822 563
X50412683 DEBT SECURITES UNICREDIT SPA 10-02-2009 10-02-2012 2.50 OBBLIG. ORDINARIE SERIE 374 Y Notto be Reported
871 TRANCHE 1
X50408165 DEBT SECURITIES UNICREDIT SPA 14-01-2009 14-01-2014 5.25 OBBLIG. ORDINARIE SERIE 373 Y Notto be Reported
002 TRANCHE 1
X50407008 DEBT SECURITIES UNICREDIT SPA 12-01-2009 12-01-2015 ZERQ COUPON OBBLIG. ORDINARIE Y Not to be Reparted v
I W Browse W  Browselisting data W~ Browse quarterly dala l

Page 13 of 87




Banca d’Italia — Operating Manual FEAT and FE129

If the search criterion is the full ISIN code (12 characters including check digit) a check is run to ensure if
such a code is present in the Bl security database, regardless of the other search parameters (explicit or
implicit). The resulting list shows the column Search Criteria at the rightmost end, indicating whether the set
of search parameters are valid.

The Search Criteria parameter can assume one of the following values:
e Blank: the security exists and matches the search parameters. In this case the security (or its listing
data) can be displayed.

(2 FEL29 - Internet Explorer (=% ECR ==
. BANCADTTALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Engisn | -
Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m
List of Securities
Partner | UTENTE TEST 13 - l ISIN Code | [TO005002877 I
Role | ISSUER - Dissemination -
Financial instrument -
129 Status -
% Search
Humber of Securities: 1
ISIN Code Financial instrumer Description Dissemination 129 Status Parameter Search
ITO005002677  DEBT SECURITIES UNICREDIT SPA 26-06-2013 05-04-2018 INDICIZZATO OBB STRUTTURATE SERIE 5 N To be started
SERIE ORD 5 TF 4,85% 2013-2018
V Browse V Browse listing data V Browse quarterly data

e INVALID ISSUER: the security exists but the selected issuer is not correct. In this case only the ISIN
code is displayed and it is not possible to browse the security details (or its listing data). When selecting
the security for display, the following error notification pops up.

(=2 FE129 - Internet Explorer [r=rlE ]

FE129 - Front End Anagrafe Titoli Articolo 129

Home  Lst of Activities  List of Securities  List of Securtications Docsmensts  firowse messages

List of Securities

Warning

Security exists in Bl Securities Database but its
Issueris different from selected issuer.

=

Page 14 of 87



Banca d’Italia — Operating Manual FEAT and FE129

o INVALID PARAMETER: the security exists, the issuer selected is correct, but it has different features
from those set as search parameters (Financial Instrument, Dissemination, 129 Status). The security
(or its listing data) can be displayed, but when it is selected a pop-up appears asking whether to continue
or cancel the process.

(& FELZ9 - Intemet Explorer ===EE =
FE129 - Front End Anagrafe Titoli Articolo 129
Mome  Ustof Activities  Ustof Securities  Listof Secoritizations  Docemests  Browss messages Admmistrator wekeme siscuae TN TN
List ol urities
-~
'
Warning

In the Bl database the securily is registered as
being issued by the selected issuer, butithas
5004319 EQUITEES JUCHELT S differentfeatures from the ones that have been Nt to be Repoied
setin the search
Continue?

oK Cancel

e TRIM: the Certificate/Covered Warrant is registered and has been issued by the selected issuer. It is
possible to browse its details and its quarterly reported data as well.

'@ FEL29 - Internet Explorer
@3’ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 S

EUROSISTEMA

L ey Weicome  stsca3atco (RN

List of Securities

Partner | UTENTE TEST 13 v ISIN Code | XS0D231717322
Role | ISSUER - Dissemination -

Financial instrument | CERTIFICATES, ETC's, ETNS .. | +

129 Status v
(_'lQ Search
Humber of Securities: 1
ISIN Code Financial instrument Description Dissemination 129 Status Parameter Search
X80231717322 CERTIFICATES, ETC's, ETN's  UNICREDITO ITALIANO SPA 15-05-2012 15-06-2016 3.375 Y Sections Completed  TRIM
129 CERTIFICATES BENCHMARK Section 1

W Browse W Browselisting data W Browse quarerly data
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o NO TRIM: the Certificate/Covered Warrant is registered and has been issued by the selected issuer. No
quarterly reporting has been performed yet. Information details and listing data can be browsed but when
clicking on Browse Quarterly Data the following pop-up appears.

{22 FEL29 - Internet Explorer =l -]

FE129 - Front End Anagrafe Titoli Articolo 129

Warning

Mo Quarterly Reports were sent for the selected

security.
Lok |

£08.2018 04-08-2010 VARIABILE CERTIFICATES ¥ To be started

PLACEMENT AGENT ROLE

For FEAT Placement Agent Role the list of securities produced by the search also shows the column

Partner Placement Agent-Offeror, which may have the following values:

e Y: where the Partner actually places the security. Only in this case can the security be selected and
displayed

o N: where the Partner does not place the security. If the security is still not disseminated (Dissemination
= N) the Description is not displayed.

(3 FEAT - Intemet Explorer | =0 B ==
R e . z o

@ BANCADITALIA  FEAT - Front End Anagrafe Titoli Engish | -
e

EUROSISTEMA

Home Lstof Actwties  ListofSecuriier  Listof Securtizations Documents  Browse messages Administrator Welcome  s1sc.azaice [N EEER

List of Securities

Partner | UTENTE TEST 13 - ISIN Code
I Role | PLACEMENT AGENT - I Dissemination -
Financial instrument - Issuer | 16464662 Q¥

LJ“ Search
Humber of Securities: 9

(Dresormnaton | )

ISIN Code Financial instrument Description Dissemination Partner placement agent - offeror
X59988776654 | CERTIFICATES, ETC's, ETN's  WEST TRADE CENTER SA 12-05-2016 12-05-2018 CERTIFICATES MERCI Y Y Z
X83311664455 | DEBT SECURITIES WEST TRADE CENTER SA 01-11-2016 01-11-2018 5 OBBLIG. ORDINARIE Y Y
X50101010105 | CERTIFICATES, ETC's, ETN's  WEST TRADE CENTER SA 10-11-2016 10-11-2018 3 CERTIFICATES BONUS | ¥ ¥

ALTRO
XS0077664430 | DEBT SECURITIES 'WEST TRADE CENTER SA 12-05-2016 12-05-2018 ZERC COUPCN OBBLIG N Y
ORDINARIE
XS0000222231 | DEBT SECURITIES WEST TRADE CENTER SA 09-11-2016 09-11-2018 3 OBBLIG. ORDINARIE ¥ ¥
OBBL ETICA
XS0000111129 | DEBT SECURITIES WEST TRADE CENTER SA 09-11-2016 09-11-2018 3 OBBLIG. ORDINARIE ¥ ¥
ITOD0GE94266 | DEBT SECURITIES WEST TRADE CENTER SA 24-08-2013 24-08-2017 ZERO COUPON 0BBLIG. | Y ¥
ORDINARIE SERIE 1 OBBL ETICA
GB0808080807 | DEBT SECURITIES WEST TRADE CENTER SA 01-12-2016 01-12-2019 4 OBBLIG. ORDINARIE ¥ ¥ [
GB00001111290  CERTIFICATES, ETC's, ETN's  WEST TRADE CENTER SA 10-11-2016 18-11-2018 2 CERTIFICATES AIRBAG | Y Y
MERCE \ J k]
Browse v Browse listing data
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Moreover, if the Partner is not the Placement Agent, the security details cannot be displayed: after selecting
the security for display, the message below appears

; (= FEAT - Internet Explorer
FEAT - Front End Anagrafe Titoli

Mosee  Listof Activities Uit of Securities  Uist of Securitications Decoments  Srowse massages Adeinistrator wesme siscuae D TR

List of Securities

Warning
The security cannot be treated because the

Partner is not included among the Placement
Agents

XS0101010105% CERTWICATES ETCs. ETNs WEST TRADE CENTER SA 10-11-2014 10-11-2018 3 CERTWICATES BONUS Y N ]

ALTRO

FE129 ROLES — ADDITIONAL FIELDS

In FE129 the Securities List allows an additional search criterion, i.e. 129 Status, which correspond to the
state of progress of 129 reporting

& FE129 - Intemet Bxplorer .
@ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 —

) EUROSISTEMA

T — s Welcome  515¢.334169 =

List of Securities

Partner | UTENTE TEST 13 v ISIN Code
Role | ISSUER v Dissemination v
Financial instrument v
129 Status -
Notto be Reported (‘5 B

To be started

Sections Completed: Section 1
ISIN Code Finar sections Completed: Section 2-3 Description Dissemination 129 Status

Humber of Securities: 0

Sections Completed: Section 4
Sections Completed: Section 4 ONLY
Unknown

" Browse v Browse listing data v Browse guarterly data

Page 17 of 87



Banca d’Italia — Operating Manual FEAT and FE129

129 Status is displayed in the list of securities panel:

=) FE129 - Internet Explorer

@ BANCADTIALIA  FE129 - Front End Anagrafe Titoli Articolo 129 Engtsn | -

EUROSISTEMA

D G e Welcome  s1sc.azaic (TN BTN

List of Securities

Partner | UTENTE TEST 13 b ISIN Code
Role | ISSUER hd Dissemination -
Financial instrument v
129 Status v

(_‘k Search

Number of Securities: 2882

ISIN Cod Financial instrument Description Dissemination ( 129 Status \

XS5678432 COVERED WARRANTS AND UNICREDIT SPA CALL AMERICANO CW CALL SU PANIERI DI AZIONI PIPPO ¥ Not to be Reported ii
921 LEVERAGE CERTIFICATES 129 PANIERE 100 26-07-2014 HH
X85678430 COVERED WARRANTE AND UNICREDIT SPA CALL AMERICANG CW CALL SU PANIERI DI AZIONI PIPPO Y Notto be Reported
925 LEVERAGE CERTIFICATES 129 PANIERE 100 26-07-2014
X52345678 COVERED WARRANTS AND UNICREDIT SPA CW CALL SU INDICI (BORSA E ALTRI) PAPA INDICI 16-05-2012 16- Y Sections Completed: Section 2-3
a1 LEVERAGE CERTIFICATES 129 05-2015 4556 89 CALL
X81199228 CERTIFICATES, ETC's, ETN's 129 UNICREDIT SPA 04-06-2016 04-06-2018 VARIABILE CERTIFICATES AIRBAG Y To be started
831 ENERGIA ELETTRICA
X50934390 DEBT SECURITIES UNICREDIT SPA 21-05-2013 21-05-2014 VARIABILE OBBLIG. ORDINARIE SERIE Y Notto be Reported
823 563
V Browse V Browse listing data V Browse quarterly data

In FE129, where Instrument is not set as a search criterion, the list of securities produced by the search will
contain all the securities issued by the Partner, including those out of scope for the reporting.

For FE129 Placement Agent, the resulting securities list shows further attributes :
» Placement Terms of the security
» Placement Agent Role within the placement

(22 FEL29 - Internet Explorer

© BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 Engiish

EUROSISTEMA

Home listof Actwities  listof Securities  List of Securitizations  Documents  Browse messages Qs Welcome  s1scazstee (HEECN TR

List of Securities

Partner | UTENTE TEST 13 v ISIN Code
Role | PLACEMENTAGENT - Dissemination -
Financial instrument - Issuer 16464662 Q, =
129 Status -

% Search

Humber of Securities: 9

ISIN Code Financial insti Description Dis. 128 Status Partner place macemem Terms Placement Agent Rnle\ Placement Agent Repo
X59988776654 CERTIFICATES, WEST TRADE CENTER 5A 12-05- | Y Sections ¥ Syndicated, more than PLACEMENT AGENT YES Z
ETC's, ETN's 2016 12-05-2018 CERTIFICATES Completed one placement agentin  (Reporting only for Section|
129 MERCI Section 4 Italy, no pot system, with ~ 4)
ONLY Resp forthe settlement
X23311664455 DEBT WEST TRADE CENTER SA01-11- Y Sections Y Syndicated, more than RESP.FOR SETTLEMENT| YES
SECURITIES 2016 01-11-2018 5 OBBLIG. Completed one placement agentin  WITH THE ISSUER
ORDINARIE Section 1 Italy, no pot system, with
Resp. for the settlement
X50101010105 CERTIFICATES, WEST TRADE CENTER S5A 10-11- | Y Sections ¥ Syndicated, more than PLACEMENT AGENT YES
ETC's, ETN's 2016 10-11-2018 3 Completed one placement agentin  (Reporting only for Section|
129 CERTIFICATES BONUS ALTRO Section 4 ltaly, no pot system, with | 4) -
ONLY Resp. for the seftlement
X20077664430 DEBT 'WEST TRADE CENTER SA 12-05- N Notto be Y
SECURITIES 2016 12-05-2018 ZERQ COUPON Reported
OBBLIG. ORDINARIE
X20000222231 DEBT WEST TRADE CENTER SA09-11- | Y Sections Y @di:ated. more than F'LACEMENTAGENT/ YES
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This function is only available for Italian FVCs (Financial vehicle corporations) and allows browsing data on

Securitizations engaged by the Partner.
The only available search criterion is Securitization ID.

By clicking on Search the list of securitizations associated with the Partner is displayed.

(22 FEAT - Intemet Explorer

= B e

%5 BANCA D'ITALIA

EUROSISTEMA

FEAT - Front End Anagrafe Titoli

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages

List of Securitizations

English v

Administrator

Welcome  s1sc.a30100 ([T R

Partner | UTENTE TEST 20 ¥

Securitization ID 999 ]

L4, Search

Securitization ID

Description

Number of Securitizations: 1

I 999 VENEZIA DOGE

l W Browse I

Securitizations can be selected from the list to display all the relevant information in the Bl security database

by clicking on Browse or double clicking the securitization.

(= FEAT - Intemet Explorer == e
ERNa RANC A TV ITA f . A
@ BANCADITALIA — FEAT - Front End Anagrafe Titoli Engisn | -
NP E
Home Listof Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m
Partner: Description: Last modified:
Role: Status: Antit
v £999 =
4]
|| Securitization Search Securitization ID Number
Search Securitization ID Number 999
Securitization data |
I Residentlssuer 12867280153 - 8PV VENEZIASPA Securitization Name ~ VENEZIADOGE
801-BONDS ISSUED OR
Securitization type 504 - TRADITIONAL Type of Securitized Assets GUARANTEED BY GOVERNMENTS
Securitized credit collectibility 551000 - BAD LOANS revolving  2-NO
¥ Restore \: Save
mastertrust  1-YES Warehouse  1-YES
Deliver «wa Export
Flag repackaging 0 - NO REPACKAGING Flag no originator 2 - NOMINAL ORIGINATOR -
Create Activity v
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3.5. Documentation

B8 H=l )

(=) FEL29 - Internet Explorer
¢

S BANCA D'ITALIA

EUROSISTEMA

English v

FE129 - Front End Anagrafe Titoli Articolo 129

Home  List of Activities  List of Securities  List of Securitizations =~ Documents  Browse messages Administrator

User manual
Compiling istructions.
FAQ

Partner | UTENTE TEST 13 v

Role bt

The drop-down menu displays the general documentation for the application:
e Operating manual (this document)
¢ Instructions for compiling FEAT and FE129 messages
¢ FAQ.

3.6. Browse Messages

Messages between a Partner and the Bank have a progressive number (protocol) set by the application and
may include one or more attachments (e.g. reporting flows, documents, notifications, rejections). To display
the messages received or sent by the Partner (e.g. relating to the Send process) select from the toolbar the
item Browse Messages or use the button Messages in the INFOSTAT homepage to the right of the button
ACCESS SERVICES.

[E=8 BN )

(= FE129 - Internet Explorer

Y BANCA D'ITALIA

EUROSISTEMA

English -

FE129 - Front End Anagrafe Titoli Articolo 129

Home  Listof Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator

P— ] =

Partner | UTENTE TEST 13 -

Role =

BANCA D'ITALIA

EUROSISTEMA

Versione Italiana

&

(-

Enter PIN Request delegation Authorization management

SURVEY

& Refresh

FE129 - FRONT END 129 =

8 oo
v % DATA COLLECTION AND SERVICES INFOSTAT

Authorizations and accessing

¥ i ISIN CODE SERVICE AND ART. 129 REPORTING
@ FE129 - FRONT END 129
@ FEAT - FRONT END SECURTIES REGISTER

» =p RILEVAZIONI CIPA

»=p RILEVAZIONI STATISTICHE E DI VIGILANZA

b =p QUESTIONARI

Reporting of information on the issue or offer of financial
instruments per Art. 129 of the Consolidated Banking Law
(ltalian TUB)

NOTE:

For administrative questions call free phone number from
Monday to Friday between 9.00 a.m. and 01.00 p.m. and
between 2.00 p.m. and 06.00 p.m., or e-mail
(Administrative questions) in CONTACT. For technical
questions please contact e-mail (Technical questions)

CONTACT:
‘:/ +30 06.4792.6667
|| Administrative questions

|| Technical questionsi

{ gy SERVICES ACCESS l{ n MESSAGES

J

TECHNICAL SUPPORT

@ Faq

For technical questions contact help desk of Surveys and
Processing statistics Service:

Telephone:

E-mail:

instructions

Bl 430 0647026430
[ rdvi.helpdesk@bancaditalia.it
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The view function has two separate sections for Message Sent (e.g. reporting) and Message Received
(e.g. notices, rejections).

Both ways of access open the following panel in which some search options are available (Partner , Type of

message, Most recent message)?. The search by Survey is automatically set on the basis of the survey
previously selected and it cannot be varied.

=) FE129 - Internet Explorer

(= Lo s
il BAGARITALIA - FE129 - Front End Anagrafe Titoli Articolo 129

Home  Listof Activities  List of Securities

English -

List of Securitizations ~ Documents

Browse messages

Administrator

&) Messages
(¥ Message received I L Message Sent
| S—
Partner: | UTENTE TEST 13 - NUOVA RACCOLTA -] Message type: | Any
- Any 4
Survey: | FE129 - FRONT END 129 -] ]
From | B o | |8 st Check notification
Communication
Most recent message: [ — [
Pratocal notification v - Search ‘ [ o= Search reset
Survey Production date ‘1w Protocol N. Protocol date Ref. date Send type Message type Original message
¥ E3FE129 - FRONT END 129
2016-12-16 1111755  IT201600000000172559 | 2016-12-16 11:17  2016-12-15 invio ufficiale  notifica - [T201600000000172544
Message attached:
Download Fragment type File
(4 Documenti doc0IT201600000000172659_FE129_XS0000222231_EN.pdf
L3 Documenti doc1T201600000000172559_FE129_XS0000222231_IT pdf
/=2 FE129 - Internet Explorer = EoR( ==
Ny 1~ . 7 & ’
Zip= BANCADTIALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Engisn | -

Home  Listof Activities  List of Securities

List of Securitizations  Documents

Browse messages Administrator

£ Messages
[ 3l Message recewadl [# Message Sent I
J
Partner: | UTENTE TEST 13 - NUOVA RACCOLTA [-] Sendtype: | Any -
Survey: [ FE129 - FRONT END 129 [=] cateqory: | Any -
From ‘ | To ‘ | [ Reset ‘ Source of message: Any -
Most recent message: [
+- 8earch ‘ [ += Search reset
Survey Productiondate 1 v Protocol N. Protocol date Ref. date Send type Message Operator Source of Reply message
¥ E3FE129 - FRONT
END 129
2016-12-15 15:36:38 &:) IT201600000000172544 2016-12-1515:39  2016-12-15 invio ufficiale invio SISC.334169 Data Entry &:/ IT201600000000172559

Message attached:
Download Fragment type File
[ 4 Documenti

MID20160000000000000908.01 csv

2 In the Section Message Sent additional search criteria are available such as Send Type and Source of Message. These criteria are
set to constant values ‘Invio Ufficiale (Official sending)’ and ‘Data entry’ for the applications FEAT/FE129.
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The Messages function allows to browse the main reference data of messages and their relevant
attachments; furthermore it gives the option to browse through a complete list of messages, the most recent
message or only the ones that have been received within a predetermined period of time.

It is also possible to browse the details of a single message by selecting its Protocol N.; its attachments will
be shown in the general window or in the detail pop-up and may be selected through the download icon.

(=2 FE129 - Internet Explorer = BR[|
= BANCADIIALIA  FE429 - Front End Anaarafe Titoli Articolo 129 Engish  ~

Protocol message IT201600000000172544 X

Home  list of Activities  List of Securi] SISC.334169 m

Survey: FE128-FRONTEND 129

Production date: 2016-12-15 15:36:38

Messages I Protocol N.: \TQD‘\EDUUDDUDD‘WESMI

Message received Message Sent Protocol date: 2016-12-15 15:39

- —==—=3 Ref. date: 2016-12-15
Partner: | UTENTE TEST{

- —=—=—= Send type: invio ufficiale
Survey: | FE129 - FRONT
— ﬁ Message category: invio
- Operator: SISC.334169
Most recent message: I

Source of message: Data Entry

Search | | Jo Searchreset |
Message state: Messaggio Protocollato
Survey Production date 1 Notes: COLLOCATORE;loredana malavenda@bancaditalia it FE129-2841,FEAT_214 Original message
S FE129 - FRONT
END 129

2016-12-16 111755 Message attached:

Download Fragment type File
| 3 Documenti MID20160000000000000909.01.csv

ocumenti [T revon 1L ies

IR
fon
I
i

Message aftached:

Download Fragment type

o

ocumenti

o

Messages sent/received are often related one to the other. Messages received, especially, may contain a
reference to the ‘original’ message that led to them (e.g. a notification of data acquisition will contain a
reference to the message concerning the sent data flow); messages sent may contain a reference to the
‘reply’ message.

@ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 Engish -

B\v/7 EUROSISTEMA

Home  Listof Activities  List of Securities  List of Securitizations  Documents  Browse massages Administrator Welcome  SISC.234169 m m

&) Messages

3/ Message received I‘ ¢ Message Sent

Partner: | UTENTE TEST 13 - HUOVA RACCOLTA [-] Message type: | Protocol netification -
Survey: | FE129 - FRONT END 129 -]
From ‘ To | | [ Reset |

Most recent message: ~

l +~ Search ‘ [ = Search reset
Survey Production date 1w Protocol M Protocol date Ref date Send type Message type Original message N
¥ £ FE129 - FRONT END 129
2016-12-15 15:39:37 | J IT201600000000172545 2016-12-1515:39 | 2016-12-15 invio ufficiale notifica di protocollo - IT201600000000172544
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© BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 Engish | =

=l EUROSISTEMA

Home  List of Activities  List of Securities  List of Sacuritizations ~ Documents  Browse messages Administrator Welcome SI1SC.334160 m m

=} Messages

4 Message received || |y Message Sent I

Partner: | UTENTE TEST 13 - NUOVA RACCOLTA -] Send type: [ Any [~]

Survey: [ FE129 - FRONT END 129 | b4 | Message category: [ Any | e |

From ‘ | To ‘ | Reset Source of message: [ Any | - |

Most recent message: &~
o Search | [ ja Searchreset
Survey Production date 1w Protocol M. Protocol date Ref. date Send type Message Operator Source of Reply message h
¥ E3FE129 - FRONT
END 129
2016-12-1515:36:38 - IT201600000000172544 2016-12-1515:39 2016-12-15 invio ufficiale invia SI8C. 334169 | Data Entry 4 [T201800000000172559

Vi

3.6.1. FEAT/FE129 message flows

Below is a description of the flow of messages exchanged between Partner and Bank during the acquisition
and processing steps of a FEAT/FE129 report, as they are shown in the sections Message received and
Message sent of the Message view function.

1. When despatch of an activity is completed, the sent messages list will include the message forwarded to
the Bank with the protocol number it has been assigned.

EURDSISTEMA

g\{/f%B--\Nf-‘-f\D‘JT-\U-\ FE129 - Front End Anagrafe Titoli Articolo 129 Engish | -

Home  Listof Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator welcome  siscazaiee [ETCEE B

£ Messages

[} Message received I [ Message Sent ||

Partner: | UTENTE TEST 13 - NUOVA RACCOLTA [~] Sendtype: [ Any [-]
Survey: [ FE129 - FRONT END 129 -] Message category: | Any -]
From | ‘ To | | [ Reset ‘ Source of message: I Any | A ‘

Most recent message: (54

4 Search | { Sw Search reset
Survey Production date 1 v Protocol M. Protocol date Ref. date Send type Message Operator Source of Reply message
¥ E9FE129 - FRONT
END 129
I 2016-12-15 15:36:38 ;;' IT201600000000172544 2016-12-1515:38  2016-12-15 invio ufficiale invio 8ISC.334169  Data Entry I

2. Afterwards, the Partner receives a first message notifying assignment of a protocol number (Message
Type: Notification of Protocol): the system assigns the protocol number identifying the message sent and
communicates it to the Partner. The field Original message bears the protocol nhumber of the sent
message.
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English -

= BANCADTIALIA — FE129 - Front End Anagrafe Titoli Articolo 129

Administrator welcome  sisc3zaice [N EESEE

List of Securitizations  Documents  Browse messages

Home  Listof Activities  List of Securities

&) Messages

(% Message received || [ _Messag_eSenI
. J

Partner: | UTENTE TEST 13 - NUOVA RACCOLTA [~] type: | Protocol
Survey: | FE129 - FRONT END 129 [~]
From | | To ‘ ‘[ Reset |
Most recent message: &~
[ +~ Search ‘ [ = Bearch reset
Survey Production date 1w Protocol M Protocol date Ref. date Send type Message type Original message
¥ EIFE129 - FRONT
END 129
I 2016-12-1515:39:37 U [T201600000000172545 | 2016-12-1515:39  2016-12-15 invio ufficiale  natifica di protocello I - IT201600000000172544
3. The activity is transferred and processed in the Back-End of Bl Securities Database.
4. The outcome of the acquisition of the activity sent is notified to the Partner by:
a) message with Message Type: Notification (‘notifica’) for positive outcomes:
English -

EURDSISTEMA

@ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129
OO

s Welcome  stscazsice (NN BETEE

Home List of Activities List of Securities List of Securitizations Documents Browse messages

£ Messages

l .4 Message received I = Message ng

Partner: | UTENTE TEST 13 - NUOVA RACCOLTA [~] type: | [-]
Survey: [ FE129 - FRONT END 129 -]
From | ‘ To | | [ Reset |
Most recent message: [
- Search | [_ja Searchreset
Survey Production date 1w Protocol M. Protocol date Ref. date Send type Message type Original message
¥ EIFE129 - FRONT
END 129
l 2016-12-16 11:17:55 };' IT201600000000172559 2016-12-16 11:17  2016-12-15 invio ufficiale I lnoh'ﬂcz Ink:" IT201600000000172544

b) message with Message Type: Discard (‘scarto’) for negative outcomes:

English -

EUROSISTEMA

@ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129
Q-

G Welcome  stscaa100 [N TN

Home  Listof Activities  List of Securities  List of Securitizations ~ Documents  Browse messages

<) Messages

l [# Message received I ¢ Message Sent

Partner: | UTENTE TEST 13 - NUOVA RACCOLTA [+] Message type: | Discard

Survey: [FE129—FRDNTEND129
From ‘ ‘ To ‘ ‘[ Reset |

Most recent message: ~

4 Search ‘ [ 4w Search reset
Survey Production date 1 v Protocol M. Protocol date Ref. date Send type Message type Original message
¥ ESFE129 - FRONT
END 129
I 2016-12-16 11:17:55 | IT20160000000017255@ | 2016-12-16 11:17  2016-12-15 invio ufficiale I I scarto I - [T201600000000172544
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In both cases the field Original Message will bear the message protocol number as referred to the one
sent by the Partner
Every Notification and Discard message has one or more documents attached containing information on

the acquisition (e.g. ISIN code assigned, reason for discard, etc.), as well as the protocol number of the
message sent by the Partner to which the Notification/Discard message refers and the identification of

the activity (FEAT-) to which the message sent relates.

English -

g BANCADIIALIA - FE129 - Front End Anagrafe Titoli Articolo 129

EUROSISTEMA

e Welcome  stscazatco [NETTAN (TN

List of Activities  List of Securities  List of Securitizations  Documents  Browse messages

) Messages

l .4 Message received I‘ L ¥ Message Sent

Partner: | UTENTE TEST 13 - NUOVA RACCOLTA [-] type:  [C
Survey: | FE129 - FRONT END 129 [-]
From | ‘ To | | P [ Reset |
Most recent message:  [+]
[ o+ Search ‘ [ #= Search reset
Survey Productiondate 1w Protocol N Protocol date Ref date Send type Message type Original message
¥ E5FE129 - FRONT END 129
2016-12-16 1117 2016-12-15 invio ufficiale notifica J;' IT201600000000172544

2016-12-16 11:117:55 . [T201600000000172559

fMessage attached:
Download Fragment type File
L4 Dacumenti doc0IT201600000000172559_FE129_XS0000222231_EN pdf
E Documenti doc1/T201600000000172559_FE129_XS0000222231_IT pdf
.

5. Atthe end of the process, in the section Message sent the Partner original message will be linked to the
notification/discard message issued by the Bank. Therefore in the field Reply message will be shown

the protocol of the acquisition outcome as determined by the Bank.

Enaglish -

e ———— 0 ]| o |

© BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129

EUROSISTEMA

Browse messages

List of Securities List of Securitizations Documents

Home List of Activities

) Messages

|4 Message received | | 3 Message Sent ‘I

Partner: |_UTENTE TEST 13 - NUOVA RACCOLTA [-] Send type: [ Any -]
Survey: | FE129 - FRONT END 129 -] Message category: | Any I~
From ‘ | To ‘ | [ Reset | Source of [any [~
Most recent message: ™~
&~ Search ‘ I < Searchreset
Survey Production date 1w Protocol M. Protocol date Ref. date Send type Message Operator Source of Reply message
¥ EIFE120 - FRONT
END 129
I 2016-12-15 15:36:38 P IT201600000000172544 2016-12-1515:39  2016-12-15 invio ufficiale invia SISC.334169  Data Entry I l};) IT201600000000172559
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3.7. Facilities for the management of entities

The following facilities are useful for the management of entities different from the reporting Partner.

The functioning of the facilities varies depending on the type of role of the entity involved:

e Issuer: the application provides the users with browsing, registration and update facilities (see §
3.7.1). The browsing facility allows users to search for a requested issuer within the Bl Securities
Database according to a specific perimeter search. If the search doesn’t return any result, it will be
possible to proceed to the issuer’s registration only for resident issuers — within FEAT application —
by means of a specific function (see § 3.7.2).

e Other entities who are somehow involved in the securities’ issues (Parent Company, Lead Manager,
Guarantor, Guarantor's Parent Company): the application provides the users with browsing,
registration and update facilities (see § 3.7.3). The browsing facility allows users to search for the
requested entity within the Bl Securities Database. If the search doesn’t return any result, it will be
possible to proceed to the issuer’s registration by means of a specific function (see § 3.7.4).

3.7.1. Issuer selection

The Issuer selection field is enabled for all FEAT and FE129 roles except for the Issuer role. In Request
for/Registration of ISIN messages and when searching securities to browse (see § 3.3) or update (see § 4.3)
registered information, reporting Partners have to select a third entity as issuers3.

Below is a description about the functioning and the search perimeter of the “Issuer Selection” facility for the
different operating roles.

PARENT COMPANY ROLE (FE129)

The search covers all non-resident entities belonging to the banking group whose parent company is the
reporting Partner.

By clicking on List of Securities:

(2 FEL29 - Intemmet Explorer |E=8 Eon )
4@} BANCA DTALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Engish |~

Home Listof Activities  Listof Securities  List of Securitizations ~ Documents  Browse messages i r welome  sisc.azaice  [ETCEE TR

List of Securities

Partner | UTENTE TEST 13 hd ISIN Code

l Role  PARENT COMPANY hd l Dissemination v

Financial instrument - {Issuer FWF] !

129 Status v

U% Search

3 As a matter of fact, by selecting the Issuer Role — therefore acting as issuer — the Partner is automatically set
e as issuer in Request for/Registration of ISIN messages.
e as search criterion in the Securities List

® as search criterion in Search for ISIN to update (see § 4) for the creation of update communications

Page 26 of 87



Banca d’Italia — Operating Manual FEAT and FE129

By clicking on Search ISIN to update after selecting a Registration of ISIN or an Update message:

-

ISIN Code
[ Issuer * @, % ]
Cﬁ Search
Humber of Securities: 0
ISIN Code Description Issuer 129 Status
e Close W~ Browse

By clicking on Compile after selecting a Request for ISIN message:

@ Mew Activity Issuer

() Continue Previous Activity
List of Activities Humber of Activities: 0
Mumber of Activities Description Status ISIM Code Last modified Issuer
@ Close W New

In all the cases described, the issuer search is activated by clicking on the magnifier icon located on the right
of the field. In the following window, after clicking the Search button, a list of entities matching the criteria is
displayed, from which the requested entity may be selected by means of the Select button.

*
Search Issuer
Entity code Entity name
LEI Code
L4, search
Total records: 86429 Visible records: 2000
Entity code Entity name LEI Code
32077206 DA AFGHANISTAN BANK LEIDOABC123
14692373 SAUDI ARABIAN MONETARY AGEMCY
1269633 BANCO CENTRAL DE LA REPUBLICA ARGENTINA
32149561 BUENOS AIRES PROVINCIA DE
32450308 BUENOS AIRES-CITTADI
I 1287985 MENDOZA-PROVINCIA DI
4 Cancel W  Selec

Page 27 of 87



Banca d’Italia — Operating Manual FEAT and FE129

Whenever the search with the entered parameters does not return any results (entity not found or list empty)
a pop-up will advise the user to contact the Bank’s competent Supervision Division.

Warning

According to the Groups Supenisory Register, the
requested entity is not included in the Parner
banking group as the group holding company. For
more information please contactthe Division in
charge within the Supervision Department.

o]

The entity (belonging to the banking group of which the Partner is parent company) may not be registered
within the Bl Securities database. If so, when searching the securities issued by the entity a pop-up will
appear asking to register the entity by sending a request to titoli.estero@bancaditalia.it.

ERROR

The selected entity is not registered in the Bl

Entity Database. To proceed to the registration
x please send a mail to the mail box

codifica.esterof@bancaditalia.it.

o]

PLACEMENT AGENT ROLE (FEAT-FE129)

To start a search click on the magnifier icon located on the right of the field Issuer. In FEAT the issuer’s
place of residence is to be previously set, whereas in FE129 this step is not requested as placement agents
are to report only securities issued by non-resident issuers.

Issuer i It‘ar
an
Foreign
By clicking on List of Securities:
=) FEAT - Internet Explorer [E=0 EoR 5T
Zij BANCADITALIA  FEAT - Front End Anagrafe Titoli ngien |+

S\

L e Welcome  stscasatcs [ETCAN TN

List of Securities
Partner | UTENTE TEST 13 v ISIN Code
[ Role | PLACEMENTAGENT v ] Dissemination -
Financial instrument v Issuer
Italian
% Search
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By clicking on Search ISIN to update after selecting an Update message*:

|—

ISIN Code

I Issuer * Q, é]]

Q Search

Number of Securities: 0

I1SIN Code Description Partner place

e Close W Browse

By clicking on Compile after selecting a Request for ISIN message:

|—

() Mew Activity Issuer Q, (=
() Continue Previous Activity
List of Activities Number of Activities: 0
Activity Mumber Description Status I1SIM Code Last modified Issuer
@ Close W hNew

The prior selection of resident issuers (“Italian”) starts the following window in which the Tax Code is to be
filled in the complete extension whereas LEI code and Entity Full Name may be inserted also in a partial

form.

|—J

Search Issuer

Tax Code Entity Full Name:

LEI Code

C, Search

Visible records: 0

¥  Select

4 Cancel

4 The “Registration of ISIN” message doesn’t request to previously set the issuer’s place of residence because the placement agent is
allowed to register only the securities issued by resident issuers.
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The prior selection of non-resident issuers (“Foreign”) starts the following window in which the Entity Code
is to be filled in the complete extension whereas LEI code and Entity Full Name may be inserted also in a
partial form.

Search Issuer

Entity Code Entity Full Name:

LEI Code

Ly, search

4 Cancel ¥ Select

For FE129 a further three search criteria are automatically set:
e Country of Residence other than ltaly;
o Type of entity other than Sovereign State;
o Entity not belonging to a banking group with resident parent company.

After clicking the Search button, a list of entities matching the criteria is displayed, from which the requested
entity may be selected.

If the search doesn’t return the requested result (no issuer found) it is possible to proceed to the issuer’s
registration by forwarding a “General Communication” bearing the entity’s reference attributes.

Only through FEAT function Compile is it possible to activate a resident issuer registration within the very
Request for ISIN message (see § 3.7.2).

REPORTING ENTITY ROLE (FEAT)

The issuer may be searched only for ltalian securities with dissemination status = Y, except for the "Request
for ISIN with final data" message for debt securities. The Issuer search is performed by clicking on the
magnifier icon located on the right of the field.

The search windows are the same as those described for the Placement Agent Role.

By clicking on List of Securities:

R Vel e
—“@ BANCADITALIA — FEAT - Front End Anagrafe Titoli Frgish |+

Home Listof Achivities  List of Securities  List of Securitizalions  Documents  Browse messages Wekome  reawcazs.. [N B

==| List of Securities

Partner | UTENTE TEST 13 il ISIN Code
l Role | REPORTING AGENT b I Dissemination  Yes
Financial instrument - Issuer Q, (= ]
L% Search
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By clicking on Search ISIN to update after selecting an Update message:

I—
ISIN Code

= <)

C)% Search

Number of Securities: 0

18N Code Description Issuer

@ Close W Browse

By clicking on Compile after selecting a Request for ISIN message:

\—x‘

(® New Activity [ Issuer Q @ ]
(C) Continue Previous Activity
List of Activities Number of Activities: 0
Activity Number Description Status ISIN Code Last modified IssUEr
@ Close W New

In case of no result when searching for a non-resident issuer, it is necessary to request the registration by
sending a “General Communication” bearing the entity’s reference attributes.

Only by clicking on Compile within the Request for ISIN message enables the resident issuer registration
(see § 3.7.2).
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3.7.2. Issuer registration (FEAT)

The facility is available only within FEAT application and only for resident issuers. If the security issuer has
not been found in the Bl Securities Database, it can be registered via the “Start Registration” button available
in the issuer search window within the compilation (Compile button) of a request for ISIN message.

Search Issuer

Tax Code 12345678903 Entity Full Name:

LEI Code

Ly, search

Tax Code Entity Full Name LEI Code

4  Cancel ¥l Start Registration ¥ Select

The "Start Registration” button is enabled only after having performed at least one search with any criteria.

To start the registration it is required to indicate the tax code of the issuer to be registered.

Registration data

@ The tax code is required to start the registration

o]

To start the registration it is required to enter a valid tax code.

Registration data

@ Invalid code
OK

The registration is started only if, by clicking on the "Start Registration" button, the tax code indicated has not
been found in the Bl Securities Database.

Registration data

The registration has been started. The
registration data section could be pre-filled

o]
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The Request for ISIN message is automatically created with the additional section "Registration Data for
Issuer”, in which it is mandatory to enter all data required for the registration. The registration data section
could be pre-filled if the tax code has been found in the Bl Entities Database. The pre-filled data are editable.

¥ [y FEAT-8790

|_] Financial Instrument Information Registration Data for Resident Issuer
|} Placement Infarmation
|] Yield Information [Taxcode * 12345678903 ] Country 036 - ITALIA
| Redemption Information
|} Other Options Entity Full Name * Head Office city * %
¥ [y Reqistration data
|| Reqgistration Data for Issuer Subgroup of Economic Activity - Legal Form * -
LEI Code

3.7.3. Selection of Entity other than Issuer

The selection of entities somehow involved in the security issue (Parent Company, Lead Manager,
Guarantor Parent Company) is enabled in the body of all messages that may enter or update information in
the section Financial Instrument Information.

(2 FE129 - Internet Explorer feal=s
eRs e ; N . -
@ BANCAD'ITALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Engish |-
NP STEMA
Home Listof Activities  Listof Securities  List of Securitizations ~ Documents  Browse messages Administrator welcome  s1sczza100 [EeEN B
Partner: UTENTE TEST 13 Description: TITOL! DI DEBITO 128 - Comunicazione dati definitivi e info anagrafiche 129 (sez 1 Last modified: 22122016 16:28
Role: ISSUER Status: Saved with errors
v (3 FE129-2549 =
A
_|Financial Instrument Information |
Finangial Instrument
[} Placement Information
Redemption Information
H " Residentlssuer o2 3170101~ UNICREDIT, SOCIETA PER Non-resident Issuer
() Yield Information AZIONI
|y Other Options M
Resident Parent Company of the Issuer L'\ €] Non-resident Parent Company of the Issuer L\ £
245 - BANKS AND OTHER CREDIT Issuer’s Parent Company Subgroup of Economic 245 - BANKS AND OTHER CREDIT
Issuer Subgroup of Economic Activity |y .emirymioNs Activity  INSTITUTIONS
[Res\denl Lead Manager Q= Hon-resident Lead Manager Q= I
Type of Financial Instrument * = Security Classification
Security Form * e Existence of Derivative Component * >
1 Cum Warrant * = Convertible * =
Creditlinked * = Subordinated * =
Type of Bond ~ v Trade Name
Required atachments: 1 Type of Documentation 2 - FINAL DOCUMENTATION L
‘ List of Attachments Type
Type of Guarantee * s Guarantee Code BCC Fund
&) Remove &)  Aftach
Resident Guarantor QR Non-resident Guarantor QR
Restore Save
< < Resident Parent Company of Guarantor Q% Hon.resident Parent Company of Guarantor QR
Deliver G Export
Guarantor's Parent Company Subgroup of
Guarantor Subgroup of Economic Activity Economic Activity -

The search is performed clicking on the magnifier icon located on the right of the field. The selection facility
allows the search of the entity in the Bl Securities Database. If the search returns no result it will be possible
to proceed to the entity registration using the specific function (see § 3.7.4).

Page 33 of 87



Banca d’Italia — Operating Manual FEAT and FE129

For resident entities the search parameters are the Taxpayer code, the Entity name, the Subgroup of
economic activity and the LEI code.

Tax Code Entity Full Hame
Subgroup of Economic Activity - LEl Code
% Search
Visible records: 0
4%~ Cancel ¥ Start Registration 1% Select

For non-resident entities the search parameters are the Bl entity code, the Entity name, the Subgroup of
economic activity, the Country of residence and the LEI code.

Entity Code Entity Full Name
Subgroup of Economic Activity - Country @, (=
LEI Code
L)“ Search
Visible records: 0
% Cancel ,_*'. Start Registration v Select

3.7.4. Registration of entity other than Issuer

Again, with regard to all messages that may enter or update information in the section Financial Instrument
Information, in the window that opens when the entities search is enabled (see previous paragraph) the
registration procedure is available. More specifically, if the search doesn’t return any result it will be possible

to activate the registration of the entity (Parent Company, Lead Manager, Guarantor Parent Company) by
clicking on the button Start Registration.

Search Resident Lead Manager B&D - Resp. Settl.

lTax Code 12345678903 I Entity Full Name:

Subgroup of Economic Activity - LEI Code

L, search

Tax Code Entity Full Name Subgroup of Economic Activity LEI Code

4  Cancel /i Start Registration W Seled
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For resident entities the "Start Registration” button is enabled only after having performed at least one
search with any criteria. The search windows and the checks related to the registration procedure are the

same as those described for the Issuer Registration (§3.7.2).

For non-resident entities the registration procedure is enabled since the opening of the search window. By
clicking on the “Start Registration” button it will displayed the following window:

Registration data

@ Maow you can enter new data for the Registration

o]

Consequently, both for resident and non-resident entities, the section bearing the fields related to the entity
reference attributes will be added to the selected message form. Depending on the type of entity, the

following templates are available:

Registration data for Issuer Parent Company

[ ]
e Registration data for Lead Manager
e Registration data for Guarantor
e Registration data for Guarantor Parent Company
(2 FE129 - Intemnet Explorer = Ee

(@X BANCADITALIA  FE{29 - Front End Anagrafe Titoli Articolo 129

EURDSISTEMA

— T -

Last modified: 22-12-2016 16:28

Administrator

Home  Listof Activities  List of Securities  List of Securitizations  Documents  Browse messages

Partner: UTENTE TEST 13 Description: TITOLI DI DEBITO 129 - Comunicazione dati definitivi e info anagrafiche 129 (sez 1

Role: ISSUER Status: Saved with errors
¥ 3FE129-2549
[ Financial Instrument Information Registration Data for Parent Company
[ Placement Information
[} Redemption Information Entity Full Name * Country * QR
) Yield Information
|_) Other Optians Subgroup of Economic Activity * - Legal Form * -
(" v 9 Registration data
| Registration Data for Parent Company ofthe Issuer LEI Code
| Registration Data for Lead Manager
| Registration Data for the Guarantor
Resident enities
|) Registration Data for Parent Company of the Guarantor
Tax Code Head Office city Q X

Required attachments: 1

‘ List of Attachments Type

Non-resident entities

Foreign Location

&) Remove 5 Aftach
“ Restore 0 Save
Deliver Export

Create Activity

The registration data sections for resident entities could be pre-filled if the tax code has been found in the BI
Entities Database. The pre-filled data are editable.
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4. Access to messages

There are two main types of messages forwarded to the Bank:
o Reporting of a new security in the Bl Securities Database (e.g. Request for/Registration of ISIN);
o Update of securities already registered in the Bl Securities Database (e.g. Communication of final
data, Communication of 129 reference attributes - Section 1, Communication of redemptions)

Compiling a message may be performed either by starting a new activity or by continuing a previously saved
one. In the latter case the activity status may be not yet completed or completed but not yet forwarded to the
Bank.

Messages — whatever their type and whatever their completion status — are accessed from the home page.
To browse available messages it is necessary

Step 1: enter the field Partner and Role.

The list of Partners for which the user is authorized appears in the drop-down menu of the field Partner.

(=2 FE129 - Internet Explorer |
e BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 ==

e < EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.234169 m m

Partner UTENTE TEST 20 -

Role
UTENTE TEST 13

UTENTE TEST 14
UTENTE TEST 15
UTENTE TEST 16
UTENTE TEST 20
UTENTE TEST 3
UTENTE TEST 30
UTENTE TEST ESTERO

Each Partner can be authorized for one or more Roles:
e For FEAT: Issuer, Placement Agent, Reporting Entity;

(= FEAT - Internet Explorer EI
i BANCADTIALIA  FEAT - Front End Anagrafe Titoli ——

Shw/E EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m

Partner | UTENTE TEST 13 L4

Role i

ISSUER
REPORTING AGENT
PLACEMENT AGENT
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e For FE129: Issuer, Placement Agent, Parent Company.
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(= FE129 - Internet Explorer

oo ]

%8 BANCA D'ITALIA

EURCSISTEMA

Partner | UTENTE TEST 13

Role

Home  List of Activities  Listof Securities  List of Securitizations ~ Documents  Browse messages

FE129 - Front End Anagrafe Titoli Articolo 129 English |+

Administrator

ISSUER
PLACEMENT AGEMT
PARENT COMPANY

After selecting the Partner, select the Role under which the report is made.

After the selection, the messages available for the Partner are displayed grouped by type of financial
instrument (e.g. Debt Security, Equity, Warrant, etc.). The range of the available messages depends on the

selected Role

(=2 FEAT - Intenet Explorer

= ol |

€786 BANCA D'ITALIA

EUROSISTEMA

FEAT - Front End Anagrafe Titoli

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages

Partner | UTENTE TEST 13

Role  ISSUER

v [y DEBT SECURITIES
) Requestfor ISIN
) Request for ISIN with final data
] Registration of ISIN
|} Communication of final data
) Communication of coupons
|_) Communication of update

» (2 EQUITIES

[ RIGHTS

» ) WARRANTS

» () CERTIFICATES, ETC's, ETN's

» (] COVERED WARRANTS AND LEVERAGE CERTIFICATES

» ] LISTING INFORMATION

» (2] GENERAL COMMUNICATION

English -

Administrator Welcome  sisc.aza100 [ECEEE BRI
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Step 2: select a specific message.
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Selecting a message opens a window on the right of the screen and one section below.

(=2 FEAT - Internet Explorer

|E=8 ol |

e BANCA D'ITALIA

Home

EUROSISTEMA

List of Activities  List of Securities

¥ [ DEBT SECURITIES
|| RequestforISIN
|_) Request for ISIN with final data
|} Registration of ISIN
|) Communication of final data
) Communication of coupons
] Communication of update

» () EQUITIES

List of Securitizations

Partner

FEAT - Front End Anagrafe Titoli

Documents  Browse messages

UTENTE TEST 13

Role | ISSUER

Administrator

English -

Welcome

p——— T

@T SECURITIES

Request for ISIN

~

To be used to request the ISIN code for
Debt Securities “upon issuance”, by the
waorking day preceding the Accrual Start
Date. By “upon issuance” itis meant a
financial instrument for which the 1SIN
request date is prior to the Accrual Start
Date. The documents to be attached are
considered provisional. Itis possible to
request the ISIN code for:

» [ RIGHTS
» [ WARRANTS

+ all Debt Securities whose depot is made
with the Italian CSD (Monte Titoli Spa);

. . - Debt Securities issued by ltalian entities
» () CERTIFICATES, ETC's, ETN's without depot with any CSD.

» (1] COVERED WARRANTS AND LEVERAGE CERTIFICATES USEFUL LINKS:
» [ LISTING INFORMATION

» () GENERAL COMMUNICATION

|+ Compiling istructions

[=] XSD scheme flow 221

Request for ISIN

DATA ENTRY

SEARCH FOR I5IN TO UPDATE LIST OF ACTIVITIES

@ Compile E Import | Browse Browse

The window contains:

e A brief description of the selected message;

e Alink to the “Instructions for compiling FEAT and FE129 messages”;

e Alink to download the xsd file for the message selected (where available).

The section at the bottom includes the functional buttons to manage the messages that will be
subsequently forwarded to the Bank:

e On the left (DATA ENTRY) are displayed the functions to fill in the messages (Compile and Import)

e on the right is located a function to search existing securities in the Bl securities database in order to
create update messages (Search ISIN for updating) and another one to browse the ongoing
activities (List of Activities §3.2) for Partner, Role and Type of message.

The buttons are enabled according to the type of selected message. As previously mentioned, the range of
available message types depends on the selected role.

The messages’ compiling process may be enabled only by clicking on one of the four buttons below,
each of them is associated to a specific function.

DATA ENTRY

SEARCH FOR ISIN TO UPDATE

@ Compile :a Import 3 Browse

LIST OF ACTIVITIES

Browse
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Once Partner, Role and Type of message the four button are displayed and are associated to the following
functions.

The button Compile allows:
= to create a new activity to request for new securities with IT ISIN code prefix or to produce a general
communication.
= to continue the editing of a previously saved message.

The button Import allows:
= to import a csv. or xml. file in order to upload the information related to non-massive Registration
of/Request for ISIN messages and Communication of coupons/amount placed/early redemptions.
= To import massive files in FEAT for Requests for ISIN and Communications of final data related to
Covered Warrant and Leverage Certificates. For all the remaining massive messages the button is
enabled within the single messages but not the Home page.

The button Search for ISIN to update allows:
= to select a security as registered in the Bl Securities Database in order to create an update activity.
= to create a registration activity for all securities whose ISIN code prefix is different from IT, after
having checked their registration in the Bl Securities Database. The button is enabled for all non-
massive update messages.

The button List of activities allows:
= To search, browse and edit whatever previously saved activity which has not been forwarded to the
Bank yet.
= To forward to the Bank activities with “To be delivered” status.

Hereunder is the description of the buttons’ working.
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4.1. Compile

The button Compile allows:
= to create a new activity for new IT ISIN codes or for General Communications.
= to continue whatever type of previously saved message.

DATA ENTRY SEARCH FOR ISIN TO UPDATE LIST OF ACTIVITIES

@ Compile l [m Import i:| Browse Browse

The button is enabled only after a specific message type has been selected.

‘= FEL29 - Internet Explorer |E=8EoR 5
22 PANCADITALIA - FE129 - Front End Anagrafe Titoli Articolo 129 S

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.334169 m m

Partner | UTENTE TEST 13 b4
Role | ISSUER -
¥ [ DEBT SECURITIES 129 DEBT SECURITIES 129
l |_JRequest far ISIN )
|} Request for ISIN with final data and 129 reference attributes (Section 1) Request for ISIN
| Registration of ISIN with 129 reference attributes (Section 1) To be used to request the ISIN code for
. X . securities “upon issuance”, by the
|} Communication of final data and 129 reference attributes (Section 1) working day preceding the Accrual Start

Date_ Itis meant by “upon issuance” the
financial instrument for which the ISIN
request date is prior to the Accrual Start
Date. Itis possible to request the 1SIN
) Communication of coupons code for

|) Communication of 129 reference attributes (Section 1)

) Communication of 129 reference atiributes (Section 2-3)

» (1) CERTIFICATES, ETC's, ETN's 129 « all securities with depot to the Italian

» () COVERED WARRANTS AND LEVERAGE CERTIFICATES 129 L Mog s IRl Sna =
+ securities issued by ltalian entities

» ) QUARTERLY REPORT without depot to any CSD
The communication requires
» (] LISTING INFORMATION documentation for the ISIN code
assignment to the security The
» (5 GENERAL COMMUNICATION docugmemation to be arlaz:yned is

considered provisional. The final
documentation must be attached to the
final data or to the communication of
update

The documentation is required solely for
the purpose of ISIN code senvice and not
for reporting perArt.129 purposes.

USEFUL LINKS:
| Compiling istructions

[=] %S0 scheme flow 201

Request for ISIN

EATAENIRY SEARCH FOR ISIl TO UPDATE LIST OF ACTIVITIES

E Import | Browse Browse

As mentioned before, the editing of previously saved activities may be performed irrespective of the type of
survey (FEAT or FE129) and of the Partner role (Issuer, Placement agent, Reporting agent, Parent
company). On the contrary, the option to create a new activity is enabled only for Requests for ISIN and
General Communications irrespective of type of survey and role.

Clicking on Compile it is possible to access to the page in which to select New (A) or “Continue previous
activity” (B).

(A) By clicking on “New activity”, the button “New” becomes active and allows the creation of a
new empty activity.
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(®) Mew Activity

List of Activities

FE129-2954

FE129-2886

FE129-2045

FE129-1847

@ Close

Mumber of Activities

() Continue Previous Activity

Description

TITOLI DI DEBITO 129 -

151N

TITOLI DN DEBITO 129 -

1SN

TITOLI DI DEBITO 129 -

151N

TITOLI DI DEBITO 129 -

151N

TITOLI DI DEBITO 129 -

1SN

TITOLI DI DEBITO 129 -

151N

TITOLI DI DEBITO 129 -

Richiesta

Richiesta

Richiesta

Richiesta

Richiesta

Richiesta

Richiesta

Status

Saved with errors

red with errors

(]
o
@
=1

Saved with errors

Saved with errors

Saved with errors

Saved with errors

Saved with errors

ISIN Code

Last modified

0

-12-2016 13:08

=]

[

-12-2016 17:18

-11-2016 10:03

[
n

14-12-2016 11:59

08-07-2016 12:50

20-07-2016 1554

21-04-2016 13:15

Number of Activities: 9

lssuer

00345170101
00348170101
00348170101
00348170101
00348170101
00348170101
00345170101

W New

In FEAT, for Requests for ISIN relating to Equities and Warrants by Issuer Role, clicking on Create issues

the warning to verify the existence of any ISIN codes already assigned to the instruments.

(B) Selecting “Continue Previous Activity” the list of the ongoing activities is shown from which it
is possible to select a single activity by clicking Edit or double clicking on the activity.

() New Activity

[@ Continue F'reuious.-\\cﬂuity]

List of Activities

FE129-2954
FE129-2886
FE129-2296
FE129-2218
FE129-2143
FE129-2045

FE129-1847

@ Close

Mumber of Activities

Description

TITOLI DI DEBITO 129 - Richiesta

1SIN

TITOLI DI DEBITO 129 - Richiesta

1SN

TITOLI DI DEBITO 129 - Richiesta

1SIN

TITOLI DI DEBITO 129 - Richiesta

1SIN

TITOLI DI DEBITO 129 - Richiesta

I1SIN

TITOLI DI DEBITO 129 - Richiesta

ISIN

TITOLI DI DEBITO 129 - Richiesta

Status

Saved with errors

Saved with errors

Saved with errors

Saved with errors

Saved with errors

Saved with errors

Saved with errors

ISIN Code

Last modified
20-12-2016 13:08

13-12-2016 17:18

25-11-2016 10:03

14-12-2016 11:59

08-07-2016 12:50

20-07-2016 15:54

21-04-2016 13:15

Number of Activities: 8

Issuer

00348170101

00243170101

003453170101

003453170101

003458170101

00243170101

003453170101

l W Edit I

A

v

For all messages except Request for ISIN and General Communication (i.e registration of securities
whose ISIN code prefix is different from IT and update messages) the button Compile only allows the

progression of a previously saved activity but not the creation of a new one.
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Therefore, when clicking on Compile, a pop-up warns to select the security using the function Search for
ISIN to update (§ 4.3) in order to start a new update activity or a to create an ISIN registration/request one if
the security is not yet registered in the Bl Securities Database.

Warning

To start a new activity of 'Communication of
coupons ” select the security using the function
‘Search I15IM to update”. Ifthe security is not
registered, requestthe insertion in the BI
Database by using I15IM request or 1SIM
Registration’ functions.

o]

Clicking OK, the list of previously saved activities is enabled. A specific activity can be opened by selecting it
and clicking Edit button or double-clicking on the activity.

List of Activities

Humber of Activities: 2

Mumber of Activities Description Status 151N Code

Last modified lssuer
FE129-2986 TITOLI DI DEBITO 129 - Saved with errors ITO001430377 | 27-12-2016 12:44 00343170101
Comunicazione cedole
FE129-2958 TITOLI DI DEBITO 129 - Saved with errors TOO05004921  20-12-2016 18:28 00348170101
Comunicazione cedole

€ close IV Edit
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4.2. Import

The function Import allows :
= to import a csv or xml file in order to upload the information related to all non-massive ISIN
Registration/Request messages and Coupon/ amount placed /redemption communications.
= to import massive files of Requests for ISIN and Final data communications as regards Covered
Warrants and Leverage Certificates (in FEAT). For all the other massive messages, the button is
disabled in the Home page but not within each message page.

DATA ENTRY SEARCH FOR ISIN TO UPDATE LIST OF ACTIVITIES

‘j Compile l[a Import l i:| Browse Browse

The button is enabled only after selecting a type of message for which the import function is available.
The function Import may be used together with the Export one which is located within the messages (see §
5.1.7) in order to download, edit and upload data of securities.

For some messages, on the right side of the page is available the record layout (csv or xsd scheme for xml
files) useful to the automatic upload of the information.

= FEL29 - Intemet Explorer |E=0EoR 5
g2 PANCADITALIA FE129 - Front End Anagrafe Titoli Articolo 129 e

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.234169 m m

Partner | UTENTE TEST 13 -
Role | ISSUER *
¥ (& DEBT SECURITIES 129 DEBT SECURITIES 129
[ LiRequestforisin )
|} Request for ISIN with final data and 129 reference aftributes (Section 1) Request for ISIN
| Registration of ISIN with 129 reference attributes (Section 1) To be used to request the ISIN code for
. X . securities “upon issuance”, by the
|_) Communication of final data and 129 reference attributes (Section 1) working day preceding the Accrual Start

Date_ Itis meant by “upon issuance” the

|) Communication of 129 reference attributes (Section 1) financial instrument for which the 1IN

|} Communication of 129 reference attributes (Section 2-3) request date is prior to the Accrual Start
Date_Itis possible to request the ISIN
L) Communication of coupons code for
» (1] CERTIFICATES, ETC's, ETN's 129 + all securities with depot to the Italian
» [ COVERED WARRANTS AND LEVERAGE CERTIFICATES 129 o oM TR0l S0 -
+securities issued by talian entities
» ) QUARTERLY REPORT without depot to any CSD
The communication requires
» ) LISTIMG INFORMATION documentation for the ISIN code
assignment to the security The
» [ GENERAL COMMUNICATION documentation to be attached is

considered provisional. The final
documentation must be attached to the
final data or to the communication of
update

The documentation is required solely for
the purpose of ISIN code sernvice and not
for reporting per Art. 129 purpases.

USEFUL LINKS:

- Compiling istructions

[#) %8D scheme flow 201

Request for ISIN

EATAENIRY SEARCH FOR ISIN TO UPDATE LIST OF ACTIVITIES

@ Compile Browse Browse
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By clicking on the button Import, the following pop-up opens:

e ——

caricati(0 files - 0 Bytes) / totale(0 files - 0 Bytes) 0%

[|J_,1 Add |] . Remove ,:}":. upload

By clicking on the button Add a window opens in which, once the file has been selected, it may be uploaded
by means of the button ‘Apri’ (Open):

Cercain: | || FEAT-FE129 ~ @ @E-
(= Export_FEAT_503136_FEAT-2...
‘5"-15 - File con valori separati da wir...
' i

80 byte

Mome file: IE:q:urt_FEFn.T_&DEI.'I 36 _FEAT-2386 cav j
Tipo file: |csv | ﬂl

y

Click on the button Upload to feed the application with the file data. If no errors are detected a new activity is

created.

Export_FEAT_503136_FEAT-1373.csv 246 Bytes

caricati(0 files - 0 Bytes) / totale(1 files - 246 Bytes) 0%

4 Add |1 Remove |[|p_9 upload ﬂ
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If the file includes one security only, then the message will show the information uploaded.

(Z! FEAT - Internet Explorer ol - =)
& Tl " N -
BANCA DITALIA — FEAT - Front End Anagrafe Titoli English |~
Home  List of Activities  List of Securities  List of Secur jons  Documents  Browse messages Welcome
Partner: UTENTETEST 13 iption: DEBT SECURITIES - Request for ISIN Last modified: 05-01-2017 10:25
Role: ISSUER Status: New
¥ [ FEAT-3066 ral
|| Financial Instrument Information Financial Instrument [
| Placement Information
| Yield Information Resident Issuer 00348170101 - UNICREDIT, SOCIETA' E TR oy
PER AZIONI T
| Redemption Information
L] Other Options Non-resident Issuer Confirm Non-resident Issuer =
Resident LM - Resp. Settl. Q4 Non-resident LM - Resp. Settl. Q (€]
Type of Financial Instrument * - Security Classification
Required attachments: 1 ||| Security Form - Cum Warrant * -
List of Attachments Type o
Convertible * - Credit linked * -
Subordinated * - Type of Bond -
= = Trade Name Type of Documentation 1 - TEMPORARY DOCUMENTATION
&) Remove &)  Attach
“3 Restore e Save Ermizs
Deliver wa Export
Type of Guarantee * - Resident Guarantor (_\ =
Create Activity E

In FEAT, when uploading a massive file for a Request for ISIN and a Final data communication referred to
Covered Warrants e Leverage Certificates, a compounded activity is created. More specifically, such activity
is made up of a “root” node and as many “leaves” as the occurrences existing in the imported file.

(= FEAT - Internet Explorer

= o

&R BANCA D'ITALIA
EUROSISTEMA
List of Securities

Home  List of Activities

_Rem...

| 4 Add Copy

(| v 2y FerT435
» () FEAT-438

» () FEAT-437

Required attachments: 1 I

List of Attachments Type
[ | | Titolo.doc 4D
&) Remove &) Aftach
“% Restore C Save
Deliver List of Secu

FEAT - Front End Anagrafe Titoli

List of Sacuritizations  Documents

Partner: UTENTE TEST 13
Role: ISSUER

Browse messages

Description: COVERED WARRANT E LEVERAGE CERTIFICATES - Richiesta ISIN massiva

English

Administrator Welcome

Last modified: 05-01-2017 10:29

Summary Covered Warrants
Code 129 Status Underlying Asset Type of Option Exercise Style ISIN Code of
FEAT-436 04 -Da consegnare INDICI C-CALL A - AMERICANO IT0D04476732 50
FEAT-437 04-Daconsegnare AZIOMI C-CALL A-AMERICAND ITOD00076536 10
[=I I [>]
E Import @ Save @ Deliver § Export
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4.3. Search for ISIN to Update

The function Search for ISIN to update allows:
= to create a new update activity for a security registered in the Bl Securities Database. The button is
enabled for all non-massive update messages (see § 4.3.1).
= to create a new activity for securities with ISIN prefix other than IT, after having checked that they
are not registered in the Bl Securities Database. The button is enabled for all non-massive update
messages (see § 4.3.2).

DATA ENTRY [ SEARCH FOR ISIN TO UPDATE ] LIST OF ACTIVITIES

@ Compile :a Import :I Browse Browse

For update messages (Communication of Final Data, Communication of Update, Communication of
coupons, Communication of 129 Attributes, etc.) and Communication of Listing, a new activity is created
taking the information to be updated from the Bl security database by clicking on Search for ISIN to Update

4.3.1. Creation of a new update activity

The creation of a new activity requires two steps: selecting the security and the creation of the activity.
In FE129, for the Placement role, a short questionnaire may be presented after the security selection.
Further details on the questionnaire are available at § 4.3.3.

Step 1: select the security

The function Search for ISIN to update replicates the List of securities’ working and checks (see § 3.3),
allowing the search of a single security according to specific parameters.

The button is enabled only after entering the survey, the partner, the role and a specific type of message.
Such entered information will be the permanent function’s search keys.

(=2 FEAT - Internet Explorer [E=5(ESh =
22 BANCADIIALIA - |FEAT {Front End Anagrafe Titoli e

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations Browse messages ninistrator Welcome  SISC.334169 m m

Partner UTENTE TEST 13 -

Role REPORTINGAGENT -

» (1) DEBT SECURITIES EQUITIES
v 5 EQUITIES
[ Request for ISIN Communication of update
To be used to request an update of security
‘Communication of update
l o L I information. The update may be a:
» 3 RIGHTS
Variation: when the change affects the
b [] WARRANTS security starting from a certain date to be

specified in the “Effective Date* field
Correction: when the change affects the
» (2] GENERAL COMMUNICATION security for its entire lifecycle; in this case
the “Effective Date” is left empty.

» (] LISTING INFORMATION

USEFUL LINKS:

|.& Compiling istructions

Communication of update

DARAIENIRY SEARCH FOR ISIN TO UPDATE LIST OF ACTIVITIES

-g Compile ] Import Browse
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By clicking on the button Browse, a pop-up appears providing the user with a simplified search in which
additional search parameters may be entered such as

= the ISIN code, for all roles

= the Issuer for all roles other than Issuer

ISIN Code
Issuer * €, =
)

ISIN Code Description Issuer

Mumber of Securities: 0

Close Browse
(%)

By clicking on Search a list of securities will appear matching the search criteria.
The information showed in the panel list depends on the survey and on the selected role:

in FEAT, for the Issuer role: ISIN code, Description

in FEAT, for the Reporting Agent role: ISIN code, Description, Issuer

in FEAT, for Placement agent role: ISIN code, Description, Partner placement agent — offeror

in FE129, for the Issuer role: ISIN code, Description, 129 status

in FE129, for Parent Company role: ISIN code, Description, Issuer, 129 status

in FE129, for Placement agent role: ISIN code, Description, 129 status, Partner placement agent —
offeror, Placement agent role, Placement agent reporter.

ISIN Code
Issuer * Q, =

L‘% Search

Number of Securities: 0

1IN Code Description 129 Status Partner placement agent - offeror Placement Terms Placement Agent Role Placement Agent Reporter

The column “Partner placement agent — offeror”’, which appears either in FEAT or in FE129 for the
Placement Agent role, may have the following values:

= Y if the Partner is the placement agent of the security

= N if the Partner is not included in the list of the placement agents

From the securities list it will be possible to select a single security by double clicking on it or by means of the
button Browse (Browse listing data for Communications of listing).
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*®
ISIN Code
\4, Search
Number of Securities: 49
ISIN Code Description

ITO000502903 UNICREDITO ITALIANG SPA 01-07-1993 01-01-2014 6.5 OBBLIG. ORDINARIE z
ITOD04605322 UNICREDIT 8PA 17-05-2012 17-05-2032 10 OBBLIG. ORDINARIE
ITOD04606445 UNICREDIT 8PA 04-12-2012 03-12-2014 VARIABILE OBBLIG. ORDINARIE STEF UP
ITO000292372 UNICREDITO ITALIANG SPA 01-01-1992 01-01-2012 6.5 OBBLIG. ORDINARIE
ITOD04606593 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA
ITOD04606452 UNICREDIT 8PA 04-12-2012 03-12-2014 VARIABILE OBBLIG. ORDINARIE STEF UP
ITOD04606650 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA
ITOD04605702 UNICREDIT 8PA 19-07-2012 18-07-2014 5 COVERED BOND
ITOD04606678 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA
ITOD04606619 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA
ITOD04606437 UNICREDIT 8PA 04-12-2012 03-12-2014 VARIABILE OBBLIG. ORDINARIE STEF UP
IT0004606585 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA E

@ Close W Browse

If the security has been searched by entering the ISIN code, if its reference data do not match the other
search criteria a pop-up will be issued bearing one of the following error messages

o the security exists but the issuer is different from the one used in the search (Partner for Issuer Role,
entity selected for other Roles). A General Communication should be sent to the Bank to correct any
inconsistencies.

e The security exists but has a dissemination status different from the one requested for the message
selected. In this case, the error pop-up shows the correct message to select.

e The security exists but is of a different type from the one corresponding to the message selected. A
message consistent with the type of financial instrument should be selected

e The security exists and is consistent with the message selected, but its type is not available in the FE129
application (e.g. bonds issued before October the 15t 2016, etc.). In this case, the error pop-up indicates
the correct application (FEAT).

e The security cannot be selected as the Partner, with Placement Agent role (in FEAT), is not included
among the placement agents.

In FE129, the attribute 129 status — when displayed — provides information on the 129 reporting progress.
Furthermore it generates additional consistency checks beyond those reported before.

As previously mentioned, for 129 roles the function Search for ISIN to Update returns also the 129 status
column in the securities list.

*®
ISIN Code
l, Search
Number of Securities: 49
ISIN Code Description 129 Status
ITO000502903 UNICREDITO ITALIANG SPA 01-07-1993 01-01-2014 6.5 OBBLIG. ORDINARIE Motto be Reported L
ITO004605322 UNICREDIT 8PA17-05-2012 17-05-2032 10 OBBLIG. ORDINARIE Motto be Reported
ITO004606445 UNICREDIT SPA 04-12-2012 03-12-2014 VARIABILE OBBLIG. ORDINARIE STEP UP To be started
ITO000D292372 UNICREDITO ITALIANG SPA 01-01-1892 01-01-2012 6.5 OBBLIG. ORDINARIE Motto be Reported B
ITO004606593 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA To be started
ITO004606452 UNICREDIT 8PA 04-12-2012 03-12-2014 VARIABILE OBBLIG. ORDIMARIE STEF UP To be started
ITO004606650 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA To be started
ITO004605702 UNICREDIT 8PA 19-07-2012 19-07-2014 5 COVERED BOND Motto be Reported
ITOD04606676 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA To be started
ITO004606619 UNICREDIT 8PA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA To be started
ITO004606437 UNICREDIT SPA 04-12-2012 03-12-2014 VARIABILE OBBLIG. ORDINARIE STEP UP To be started
ITO004606585 UNICREDIT SPA 15-01-2013 15-01-2015 VARIABILE OBBLIG. ORDINARIE GARANTITO OBBL ETICA be started Z
9 Close W Browse
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By clicking on Browse, the application runs a control between the security’s 129 status and the type of
selected message. As a consequence, the following messages may be displayed

e Warning : The 129 reporting is not required. If nonetheless the activity is carried on then all the sections
of the reporting are to be completed compulsorily (e.g. the selected security has been issued before
October the 1t 2016 and 129 Status = 0: not due).

e Error : The 129 reporting sections 2-3 cannot be sent as the section 1 is still to be received (e.g. if the
message selected is Communication of 129 Attributes (Section 2-3) and the 129 Report Section 1 has
not been received for the security. 129 Status = 0: not due, or 1: to be started).

e Error : It is not possible to send the Communication of Placement 129 (Section 4) as no Report 129
Section 1 and Section 2-3 has been received for the security (129 Status <> 3: acquired Section 2-3).

Step 2: create the update activity

When the security can be selected, by clicking on Browse or double clicking on the security the window with

the security data appears. At the bottom left the button Create Activity is the only one enabled; it can be
used to copy the security data into a new activity of the type selected.

‘= FEL29 - Intemet Explorer [E=0 ol =

22 PANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 e~

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations cumen Browse messages ninistrator Welcome  SISC.334169 m

Partner: UTENTE TEST 13 Description: DEBT SECURITIES 129 - Communication of final data and 129 reference attributes (Section 1) Last modified:

Role: ISSUER Status: Antit
¥ [ 1TO004606445
|| Financial Instrument Information 1SIN
ISIN Code  [TO004506445 CFlcode DBVUFB
Restor &> sa
UNICREDIT SPA04-12-2012
Deliver Export Financial Instrument Name ~ 03-12-2014 VARIABILE OBBLIG Financial Instrument Short Name  UNICREDITITV 20141203 SU
ORDINARIE STEP UP
| “create Actiity

If a similar request is still in progress for the same partner and with the same role, by clicking on the button
Create activity the pop-up below will be shown

ERROR

For ISIM ITO004606445 a similar request TITOLI
DI DEBITO 129 - Comunicazione dati definitivi e
info anagrafiche 128 (sez. 1) (FE129-2549) s in

x progress for the same Partner (code: 503136)
with the same role ISSUER performed by user
SISC. 334169

o]

In this case it will be impossible to proceed and the application will go back to the Homepage
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If the security has not been already booked in another similar activity, by clicking on the button Create
Activity a new update activity will be created according to the selected type of message.

The activity will be associated with a unique identifier and will bear the security data as derived from the Bl
Securities Database. It will be possible then to navigate through the activity sections updating the information
where deemed appropriate. The compiling of the different type of messages will be covered in chapter 5.

{2 FEL29 - Internet Explorer EI@
R . |
I 3 BANC/ AL A . s . .
2 BANCADITALIA — FE129 - Front End Anagrafe Titoli Articolo 129 Engish |~
Home  Listof Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.324169 m m
Partner: UTENTE TEST 13 Description: TITOLI DI DEBITO 129 - Comunicazione dati definitivi e info anagrafiche 129 (sez 1) Last modified: 05-01-2017 10:48
Role: ISSUER Status: Saved with errors
/v 3 FE129-2549
|| Financial Instrument Information e
ISIN
] Placement Information
|} Redemption Information
ITO004606445 DBVUFB
L] Yield Information ISIN Code CFl code
L) Gther Opfions UNICREDIT SPA04-12-2012
Financial Instrument Name ~ 03-12-2014 VARIABILE OBBLIG. Financial Instrument Short Name  UNICREDIT/ITV 20141203 SU
\ ORDINARIE STEP UP
129 Status 1 - TO BE STARTED i
Required attachments: 1 |||
List of Atachments Type Financial Instrument
00348170101 - UNICREDIT, SOCIETA
Resident Issuer oo onn) Non-resident Issuer
Resident Parent Company of the | 00348170101 - UNICREDIT, @ Non-resident Parent Company of the Q
Issuer  SOCIETA' PERAZIONI A X Issuer A
&) Remove &5 Attach
245 - BANKS AND OTHER CREDIT Issuer's Parent Company Subgroup 245 - BANKS AND OTHER CREDIT
i S e G At s T TION S of Economic Activity  INSTITUTIONS
“3 Restore ‘: Save
Resident LM - Resp. Settl. 4 » Non-resident LM - Resp. Settl. Q =
Deliver < Export
Type of Financial Instrument * - Security Classification -
Create Activity (7]
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4.3.2. Creating a new registration activity

The creation of a new registration activity requires two steps: checking the ISIN non-existence in the Bl
Securities Database and the very creation of the registration activity.

First step: checking the ISIN non-existence in the Bl Securities Database

For registrations of ISIN, the creation of a new activity has always to be performed through the button
Search for ISIN to update, in order to rule out the existence of the security in the Bl Securities Database.
Therefore, it is mandatory to enter the ISIN code of the security as search criterion. For roles other than
issuer it will be necessary to enter the issuer too (see § 3.7.1).

{5 FEAT - Intemet Explorer . (E=R Eol 5

B2 BANCADITALIA — FEAT - Front End Anagrafe Titoli Engiish

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages

Partner | UTENTE TEST 12 ¥

Role | ISSUER

DEBT SECURITIES

Re of ISIN

o edtoreq
Se es Database of securilies issued abroad
by Italian entities, whose ISINs have been
assigned by another numbering authority with a

the registration into the Bl

| Communic:

[\sm Code  %S0000222231 ]

(4, search

Number of Securities: 0

ISIN Code Description

€ Close W Browse
: .

The application will therefore check the existence of the ISIN code in the Bl Securities Database irrespective
of any other search parameters (issuer code and type of security) and will issue a warning if the security is
registered but has a different issuer or a different type from the ones entered in the search.

Second step: creating the registration activity

If the ISIN code is not registered with the Bl Securities Database, the button Register which allows the
creation of a new registration activity.

Start Registration

[SIM not present. Do you want to register it?

ok
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[ ISINCode  XS50000555556 ]

I5IN Code

€ close

L4, search

Number of Securities: 0

Description

l V REGISTER

By clicking on Register the new registration activity will be created according to the type of security selected.

The activity, univocally associated with an identifier, will bear the ISIN code to be registered and the issuer
as previously entered. It will be possible then to navigate through the activity sections entering the required
information. In chapter 5 is reported the compilation of messages according to their single type.

(22 FEAT - Internet Explorer

[E= B0 58

R,

S BANCA D'ITALIA

2 EUROSISTEMA

List of Activities  List of Securities  List of Securitizations  Documents

Home

Partner: UTENTE TEST 13
Role: ISSUER

L~

v [ FEAT-2994

__| Financial Instrument Information ISIN
|| Placement Infarmation
| Yield Information ISIN Code to update
|| Redemption Information

[ Other Options Financial Instrument Name

FEAT - Front End Anagrafe Titoli

Browse messages

English v

Last modified: 29-12-2016 13:59

Administrator Welcome

Description: TITOLI DI DEBITO - Censimento ISIN
Status: Saved with errors

=]

CFl code

Financial Instrument Short Name

[ ISIN Code to register ~ X30000555556 ]

00348170101 - UMICREDIT, SOCIETA'
PER AZIONI

Hon-resident Issuer

Required attachments: 1
IF Financial Instrument
List of Atachments Type
[ Resident Issuer
Resident LM - Resp. Settl.
Remove &b Aftach
Type of Financial Instrument *
% Restore & sae Security Form *
Deliver Export
ﬁ Convertible *

Create Activity

L.‘Q x| Non-resident LM - Resp. Settl. L\ ]
- Security Classification
- Cum Warrant * -
- Creditlinked * -

[«

If the ISIN code already exists and therefore

cannot be registered as a new security, the button Browse

allows the access to the security data, but only when operating in FEAT.
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l ISIN Code X50408165008 l

(_4% Bearch

Humber of Securities: 1

ISIN Code Description

XS0408165008 UNICREDIT SPA 14-01-2009 14-01-2014 5.25 OBBLIG. ORDINARIE SERIE 373 TRANCHE 1

6 Close

In the bottom section on the left side of the window showing the security main attributes, the only enabled
button is Create Activity.

= FEAT - Internet Explorer
A@)

Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m

BANCA DTTALIA - FEAT - Front End Anagrafe Titoli

EUROSISTEMA

English Ad

Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Registration of ISIN Last modified:
Role: 133UER Status: Antit

¥ [£3X50408165008

_| Financial Instrument Information ISIN

ISIN Code  XS50408165008 CFlcode DTFXFB

UNICREDIT SPA 14-01-2009

Financial Instrument Name ~ 14-01-2014 5.25 OBBLIG. ORDINARIE Financial Instrument Short Name ~ UNICREDIT/S.25 20140114 SR 373
SERIE 373 TRANCHE 1

By clicking on such a button it will be possible to create an activity to update the information as existing in the
Bl Securities Database

=2 FEAT - Internet Explorer
BANCA DITALIA - FEAT - Front End Anagrafe Titoli Engisn |~
ations Documents Browse messages Welcome SIS
Partner: UTENTE TEST 13 Description: TITOLI DI DEBITO - Censimento ISIN Last modified: 28-12-2016 17:15
Role: ISSUER Status: Saved with errors
¥ (& FEAT-2995 v
| Financial Instrument Information ISIN []
| Placement Information
L Yield Information [ISIN Code toupdate  XSD408165008 ] CFlcode DTFXFB
|| Redemption Information
() Other Options UNICREDIT SPA 14-01-2009
Financial Instrument Name ~ 14-01-2014 5.25 OBBLIG. ORDINARIE Financial Instrument Short Name ~ UNICREDIT/5.25 20140114 SR 373
SERIE 373 TRANCHE 1
Required attachments: 1 ISIN Code 1o register —
List of Atachments ‘ Type m
Financial Instrument
00348170101 - UNICREDIT, SOCIETA'
Resident Issuer PER AZIONI Non-resident Issuer
) Remove &b Aftach
Resident LM - Resp. Settl. Q= Non-resident LM - Resp. Settl. QX
“3 Restore Save
0 Type of Financial Instrument * | 0 -BONDS - Security Classification
Deliver & Export
Security Form * | B-BEARER - Cum Warrant * | 0 -NO - -
Create Activity b
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4.3.3. Questionnaire for FE129 Placement Agent

The application submits the compiling of a short questionnaire to the FE129 Placement Agent role whenever
the creation a new message is performed having effects as per 129 Report.

According to the information provided in the questionnaire, the application automatically sets the Method of
placement/offer to be applied to the financial instrument as well as the function performed by the placement
agent within the placement operation.

The questionnaire opens with the following display:

!
el Questionnaire

Placement agent - Offeror -

According to the answers to the guestionnarie the application will assign to the partner the following attributes with respect to the financial instruments
you are reporting on:

Method of placement - Function

€@ close

[p]
o
@

The compiling of the questionnaire is performed by selecting options in drop down menus. The selected
answers will cause the popping-up of further requests of information. The questionnaire will end up when the
application is able to assign the Method of placement/offer and the function to the placement agent.

The values assigned are reported at the bottom of the screen. The user will have then to click on Confirm.
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;fl Questionnaire

Placement agent - Offeror = Placement agent hd
Type of placement | Syndicated v Number of placement ?:ir;tli Mare than one v

Is there a pot system? Mo -
Is there a Responsible for the | yes | Arevouthe Responsiie Ir [ ves -

h . o
settlement with the issuer? issuer?

According to the answers to the questionnarie the application will assign to the partner the following attributes with respect to the financial instruments
you are reporting on:

Syndicated, more than ane

Method of placement - placement agentin ltaly, no pot Function RESP FOR SETTLEMENT WITH
offer system, with Resp. for the THE ISSUER
seftlement
@ Close v Save

By clicking on confirm the user will accept the values automatically assigned to the attributes Method of
placement/offer and Function (such attributes will constitute a fundamental part of the reporting) which will
undergo consistency checks. As a matter of fact, the application will verify if the values assigned by
compiling the questionnaire are consistent with the information registered in the Bl Securities Database. If
so, it will give access to the message compilation.
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4.4. List of activities

The function List of activities allows

e to search, browse and continue the compiling of whatever previously saved activity that has not been
forwarded to the Bank yet

e to forward to the Bank the activities whose status is ‘to be delivered’

DATAENTRY SEARCH FOR ISIH TO UPDATE LIST OF ACTIVITIES

@ Compile ;E Import ;j Browse Browse

As for the function Search for ISIN to update, the function List of activities replicates the working and the
checks of the List of activity browsing facility (see 3.2), allowing the search for a single activity according to
specific parameters and, for activities not yet delivered, their update/completion.

The button is enabled only after selecting the survey, the partner, the role and a specific type of message.
Such information as selected in the Homepage will act as search criteria, to be set before activating the
function List of activities.

@ FE129 - Internet Explorer EI@
JF} BANCADITALIA | FE129 { Front End Anagrafe Titoli Articolo 129 Englisn | -

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.334169 m

Partner | UTENTE TEST 13 -

Role | ISSUER -

¥ [y DEBT SECURITIES 129 DEBT SECURITIES 129
|_) RequestforISIN

|_) Requestfor ISIN with final data and 129 reference attributes (Section 1) Communication of final data and 129

|} Registration of ISIN with 129 reference atiributes (Section 1) reference attributes (Section 1)

To be used to communicate the final data
and to report per Art. 129 - Section 1 for

[ ] Communication of final data and 129 reference aftributes (Section 1)

—J

S securities which were previously assigned
|_] Communication of 129 reference attributes (Section 1) 3 ISIN code thraugh 3 “Request for ISIN®
|_) Communication of 129 reference attributes (Section 2-3) message.

|_) Communication of coupons This communication is due:

» (] CERTIFICATES, ETC's, ETN's 129 «for securities with obligation of filing the

» (2] COVERED WARRANTS AND LEVERAGE CERTIFICATES 129 CRSLREADT 105 (LT
working day following the deposit;
» (2] QUARTERLY REPORT

= by the seftlement-issue date for all other
» ] LISTING INFORMATION securities.

» ] GENERAL COMMUNICATION The communication requires
documentation. The documentation
required is definitive and is required solely
forthe purpose of ISIN code senvice and
not for Art.129 reporting purposes.

USEFUL LINKS:

| Compiling istructions

‘Communication of final data and 129 reference attributes (Section 1)

ATAENIRY] SEARCH FOR ISIN TO UPDATE LIST OF ACTIVITIES
ﬁ Compile y Import :j Browse Browse

After selecting an ongoing activity (for the status detail, see page 8), it is possible to access the panel in
which the activity detail is displayed. In such a panel, the management of the information is enabled through
the functional buttons: create activity, restore, save, export, process, deliver

The working of the single buttons for the management and the forwarding of messages to the Bank will be
described in the following chapter.
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5. Compiling and forwarding of messages

After creating or selecting a new activity it is possible to access the message detail page where information

to be forwarded to the Bank may be entered.

The detail page is made up of three panels bearing

e General information (panel 1, see screenshot below);
e The navigating menu and the buttons panel (2);
e The security detailed information (3).

(=2 FEAT - Internet Explorer

=8 ol 5|

FEAT - Front End Anagrafe Titoli English

EUROSISTEMA

&/ BANCA D'ITALIA

Home List of Activities List of Securities List of Securitizations Documents Browse messages Administrator

p— 1 =

Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:12

1 Role: ISSUER Status: New
J
e \

v B3 FEAT-2070 2a 3 g
|| Financial Instrument Information 1SIN ﬁ
|| Placement Information
|1 ¥ield Information Type of Update 2 - CHANGE - Variation effective date 29122018 %
|| Redemption Information
[ Cther Options ISINCode  IT0004042526 CFlcode  DBVUFX

| communication
UNICREDIT SPA 06-04-2006
06-04-2012 VARIABILE OBBLIG,
ORDINARIE STEP UP

Financial Instrument Name Financial Instrument Short Name ~ UNICREDIT/TV OBB 20120406

Financial Instrument

Required attachments:

List of Attachments ‘ Typ Resident lssuer 00348170101 - UNICREDIT, SOCIETA' Nonresident lssuer

PER AZIONI
Resident LM - Resp. Settl. ’L;a =] Hon-resident LM - Resp. Settl. Q%
Type of Financial Instrument * | 0 - BONDS - Security Classification
Remave & Aftach
Security Form * | X - NOT APPLICABLE - Cum Warrant * | 0-NO -
“ Restore @ Save
Convertible * | p-NO - Credit linked * | g-NO v
Deliver Export /
Subordinated * | g-NO - Type of Bond * - -
\ Create Activity Process ) Ad
N

The panel 1, located underneath the tool bar, displays general information with reference to

e Partner, Role and Description of the message as selected when accessing;
e Status of progression in the process of creation, compiling and forwarding of the message
o Last modified, indicating the date of the message last update.

The panel 2 is made up of two parts

o The upper part (2a) displays the message identifier, which is composed of a fixed part corresponding
to the selected application (FEAT or FE129) and of a progressive number (e.g. FEAT-1950 or
FE129-1951); the sections underneath allow the navigation through the distinct pages that make up
the message;

e The lower part (2b) encloses the panel bearing the command buttons (see 5.1) for the management

of the message and of the attachments.

The panel 3 includes the detailed information of the message sections. Each section may be composed of
more sub-sections, each one identified by a label (e.g. ‘Financial Instrument’ in the section ‘Financial

Instrument Information’).
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5.1. Buttons description

The panel encloses 6 command buttons for the management of the message and the attachment list.

It should be noted that for some types of message not all the buttons may be enabled.

As a matter of fact, when an action is not possible, the relevant button is not enabled (it is not possible to
click on it) and appear light grey.

Required attachments: 1

List of Attachments Type

Remove eb  Aftach

“3) Restore @ Save
Deliver Export

Create Activity Process

The process of creating, compiling and forwarding messages may be divided in 4 consecutive steps.
Each button may be activated only in particular moments of the process, according to the following pattern.

| ACCESSING THE MESSAGE

e Create activity

| COMPILING THE MESSAGE

Save

Restore (if necessary)

Attach or remove the document (where required)
Process (only for FEAT update communication)

| FORWARDING THE MESSAGE

1. Deliver
2. Export (if necessary)

Hereunder is reported the detailed description of each single button
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5.1.1. Create activity

By clicking on Create activity the application will create a new activity according to the parameters
previously set (Partner, Role, Type of message and ISIN). For further in-depth analysis on the ways of
accessing messages, please refer to chapter 4.

‘22 FEAT - Internet Explorer (=3 E=H ===
- BANCADITALIA - FEAT - Front End Anagrafe Titoli English
Home List of Activities List of Securities List of Securitizations Documents Browse messages Administrator Welcome S15C.334169 m
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified:
Role: ISSUER Status: Antit
¥ [1T0004042526
__| Financial Instrument Information ISIN
ISIN Code  ITO004042526 CFlcode  DBVUFX
Restore. ™ - UNICREDIT SPA 08-04-2008
v e X = Financial Instrument Name ~ 06-04-2012 VARIABILE OBBLIG Financial Instrument Short Name ~ UNICREDIT/TV OBB 20120406
ORDINARIE STEP UP
Deliver «a Export
"Create Activity

The status of a newly created activity is “New”.

(=2 FEAT - Internet Explorer EI@
'-'" ,'f_' ] A ' 4 A . 0
° BANCADIIALIA — FEAT - Front End Anagrafe Titoli Engiish
Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.234160 m m
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:12
Role: 138UER Status: New
v 5 FEAT-3070 =
.
|| Financial Instrument Information ISIN []
|] Placement Information
L1 ¥ield Information Type of Update 2 - CHANGE - Variation effective date 29122016 =)
|| Redemption Infarmation
| Other Options ISINCode  ITO004042526 CFlcode  DBVUFX
| communication
UNICREDIT SPA08-04-2008
Financial Instrument Name ~ 06-04-2012 VARIABILE OBBLIG Financial Instrument Short Name  UNICREDIT/TY OBB 20120406
ORDINARIE STEP UP
- Financial Instrument
Required attachments: 1 |
List of Aftachments Type - 00348170101 - UNICREDIT, SOCIETA LBl
Resident Issuer PER AZIONI Hon-resident Issuer
Resident LM - Resp. Settl. L% I Hon-resident LM - Resp. Settl. (_\ ]
Type of Financial Instrument * | 0 - BONDS - Security Classification
Remave &) Aftach
Security Form * | ¥ - NOT APPLICABLE - CumWarrant * | §-NO -
“J Restore @ Save
Convertible * | 0-NO - Credit linked * | g-NO v
Deliver «a Export
Subordinated * | g -NO - Type of Bond * - |
Create Activity Process A

The button Create activity is not enabled for “Request for ISIN” and “General Communication” (see 4.1).
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5.1.2. Save

By clicking on Save, the application freezes the newly inserted/updated information and performs checks on
the data.

{22 FEAT - Internet Explorer =R <=
P e e . . .
= BANCADITALIA - FEAT - Front End Anagrafe Titoli Engish  ~
e e e e e e e e e R e oot mate eeearerr S NN e e sy e e e R Administrator siscazatee [EDEE B
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:12
Role: ISSUER Status: New
¥ [y FEAT-3070 =
i
|| Financial Instrument Information ISIN W
] Placement Information
| ieldInformation Type of Update 2 - CHANGE - Variation effective date 29122016 =
|} Redemption Information
L] ©ther Options ISIN Code  1TD004042526 CFlcode  DBVUFX
| communication
UNICREDIT SPA0E-04-2006
Financial Instrument Name ~ 06-04-2012 VARIABILE OBBLIG. Financial Instrument Short lame ~ UNICREDIT/TV OBB 20120408
ORDINARIE STEP UP
" Financial Instrument
Required attachments: 1 |
List of Atachments Type 00348170101 - UNICREDIT, SOCIETA LBl
Resident Issuer PER AZIONI Hon-resident Issuer
Resident LM - Resp. Settl. L;\‘ ) Hon-resident LM - Resp. Settl. L,‘\‘ %)
Type of Financial Instrument * | o - BONDS - Security Classification
Remove & Aftach
Security Form * | X - NOT APPLICABLE - Cum Warrant * | 0 -NO -
“3 Restors @ Save
Convertible * | g-NO - Credit linked * | 0-NO -
Deliver wa Export
Subordinated * | 0-pNO - Type of Bond * v |
Create Activity Process |
: P f « . ) » —en .
Anomalies, if any, may be browsed in the box “Description of anomalies” located within panel 3
‘22 FEAT - Internet Explorer (=3 E=h ===
R A [ " .
. BANCADTIALIA - FEAT - Front End Anagrafe Titoli Engish -
Home  List of Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334160 m m
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:15
Role: ISSUER Status: Saved with errors
v i_jFEAT—3U?EI Mumber of errors: 12

|| Financial Instrument Information Description of anomalies

| Placement Information Field Type of Placement is required

|| Yield Information Field Market Segmentis required

[ Redemption Information Field Early Redemption Option is required

0000 )

L] Otner Options Field Type of Bond is required

\\El >

[ communication

I+]

Type of Placement * - Syndicated * -

Once the save has been performed, the activity Status changes into :
o “Saved with errors” when the application detects one or more anomalies;
e “Valid data - errors in attachments” when the only anomaly detected is the one related to the
minimum number of attachments required;
e “To be delivered” when no anomaly has been detected and thus it is possible to deliver the message;
e “To be processed”, only for FEAT Communications of update, when no anomaly has been detected
and thus it is possible to process the message.
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When an error occurs, by double clicking on the anomaly description the field to which the error is related will
be highlighted in the corresponding section of panel 3. For further details on the resolution/management of
anomalies, refer to § 5.2.3.

(2 FEAT - Internet Explorer

FEAT - Front End Anagrafe Titoli English

Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m

Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:15
Role: ISSUER

¥ £ FEAT-3070 Number of errors: 12

| Financial Instrument Information Description of anomalies

|| Placement Information 0 Field Type of Placement is required (4]

L) Yield Information l Q Field Market Segment is required

[ Redemption Information & | Field Early Redemption Option is required

[ Otner Options 0 Field Type of Bond is required =

) communication e _a
[a]

m Type of Placement * v Syndicated * -

Required attachments: 1

Placement agents

5.1.3. Restore

By clicking on Restore, the application deletes last updates/insertions and retrieves the data most recently
saved.

= FEAT - Internet Explorer
>
BANCADIIALIA - FEAT - Front End Anagrafe Titoli Engiish
Home List of Activities List of Securities List of Securitizations Documents Browse messages Administrator Welcome S15C.334169 m _
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:15
Role: ISSUER Status: Saved with errors
¥ [y FEAT-3070
| Financial Instrument Information £
ISIN
|} Placement Information
| Yield Information
= - ] 29122018 e
[} Redemption Information Type of Update 2 -CHANGE Variation effective date =
|_] Other Options
ISIN Code  ITOD04042526 CFlcode  DBVUFX
[ communication
UNICREDIT SPA08-04-2008
Financial Instrument Name  05-04-2012 VARIABILE OBBLIG, Financial Instrument Short Name ~ UNICREDIT/TV OBB 20120406
ORDINARIE STEP UP
m Financial Instrument
Required attachments: 1
List of Attachments Type Resident Issuer E,CEIEE‘;I]UFJIM - UNICREDIT, SOCIETA Mon-resident Issuer il
Resident LM - Resp. Settl. L\ ] Non-resident LM - Resp. Settl. (_‘ ]
Type of Financial Instrument * O -BONDS - Security Classification
Remove &b Attach
Security Form * | ¥ - NOTAPPLICABLE - CumWarrant * | §-NO -
SE Convertible * | 0-NO - Credit linked * | g-NO v
Deliver «a  Export
Subordinated * | g-nNO - Type of Bond * - o
Process L
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Before restoring data, the application will ask for confirmation:

Restore previous situation

Some changes have not been saved yet. Do you want
to refresh the activity?

[ Yes || o [i]

5.1.4. Attach and Remove

For some messages it is mandatory to attach documentation; the management of the attachments is
performed through the Attach and Remove buttons. Whenever a minimum number of attachments is
required, such number is shown in the top right corner of the panel (Required attachments: x).

[Required attachments: 1
List of Attachments Type
Remove o Aftach

By clicking on the Attach button, the panel by which to select the attachments opens up, bearing only the
button Attach enabled. This will allow to indicate the path of the document to be attached.

caricati(0 files - 0 Bytes) [ totale(0 files - 0 Bytes) 0%

|4 Add Remave upload

After selecting the file, you need to activate the button Upload for the real uploading, as shown below.
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@ Seleziona i file da caricare con svilinfostat.bancaditalia.it @
Cereain: | | FEATFE12S -l e @
e MNome = Ultima modifica Tipo
-\;.-_'1",3 rova,bd 29/12/201612:22 Documen
Risorserecenti 0 o o '
Desktop
l;i_|:|;:|
Raccolte
LY
Computer
=
w
Rete
< I | }
Nome file: I =l Apri |
Tipo file: IDocuments " pdf: = doc; *bt; " docx; *ds; *xd=x; ‘.rH;I Arrulla |
7

I A O

prova.txt 4 Bytes

caricati(0 files - 0 Bytes) | totale(1 files - 4 Bytes) 0%

|4  Add | . Remove &) upload

It is mandatory to specify the type of every single attachment. This is why a list from which to select the
appropriate type is displayed just after uploading the document.

prova.txt - Choose the type of document ®

() PROVISIONAL REGULATION

(0 FINAL REGULATION

(O PROVISIONAL FINALTERMS

(O FINALTERMS

(0 PROVISIONAL PROSPECTUS

() FINAL PROSPECTUS

(O PRELIMINARY SIMPLIFIED PROSPECTUS
(0 FINAL SIMPLIFIED PROSPECTUS

(O PROSPECTUS SUPPLEMENT

(O MEETING MINUTES

() INFORMATION DOCUMENT FOR CORPORATE TRANSACTIONS
(0) OTHER DOCUMENTS

Once the document has been attached, it will be displayed in the attachment list bearing the indication of the
selected type of document.
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Required attachments: 1
List of Atachments Type
prova.bd 4P

o Remove g Attach

If the type of document has not been selected (this may be the case, for instance, when the selection list has
been closed without indicating any type), the icon [:?30 will appear on the right of the attached file.

It is possible to re-open the section list by double clicking on the column on the right of the document file
(where the icon %0 is displayed):

Required attachments: 1

| List of Attachments
prova. tid r-%e

Type

o) Remove g Aftach

It is possible to delete a previously uploaded document from the attachment list, by selecting it and by
clicking on Remove.
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5.1.5. Process

The button Process is available only for FEAT Communications of Update and is enabled only after saving
the activity without any error having occurred.

By clicking on Process, the application will create a Communication of update to be delivered to the Bank. In
such a communication only the data actually updated by the Partner are included whereas all the remaining
information previously derived from the Bl Securities Database will be neglected.

In the Communication of Update there are specific fields which allow the indication of the type of update
(change/correction), the variation effective date and the cause of the update:

(2 FEAT - Internet Explorer = e
ANCA DITALIA - FEAT - Front End Anagrafe Titoli Engish | ~
Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.224169 m m
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:15
Role: ISSUER Status: New
¥ [y FEAT-3070
|| Financial Instrument Information E!
ISIN
L] Placement Information
L] Yield Information
[} Redemption Information Type of Update - Variation effective date )
L] Other Options
ISINCode  |5_CORRECTION CFlcode  DBVUFX
L] communication
2-CHAMGE
Financial Ins U6-04-207Z VERIEEILE UBBLG Financial Instrument Short Name  UNICREDIT/TV OBB 20120406
ORDINARIE STEP UP
) . . « . . »
The cause of the update has to be included as a free text in the section “Communication”.
‘22 FEAT - Internet Explorer (=3 E=H ===
»:ﬂ yﬁ F. 10 9 y y - -
- BANCADITALIA - FEAT - Front End Anagrafe Titoli Engish |~
Home List of Activities List of Securities List of Securitizations Documents Browse messages Administrator Welcome S15C.334169 m ﬂ
Partner: UTENTE TEST 13 Description: DEBT SECURITIES - Communication of update Last modified: 05-01-2017 14:35
Role: ISSUER Status: Saved with errors
¥ [ FEAT-2070 Humber of errors: 1
(] Financial Instrument Information | Description of anomalies

(] Placement Information 3 | Enter avalid text.

| Yield Information

|| Redemption Information

|_] Other Options

Ix]

l _‘| communication

Enter a valid text.

Type] 1

Required attachments: 1

List of Attachments

prova.bd 4P

Remove &b Aftach
“3 Restore \“\ Save
Deliver 4a Export

Process

[T
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Communications of Update are performed through the following steps:
. Compiling the communication
. Saving the activity and removing anomalies, if any

Processing
. Delivering

After compiling and saving the activity without any error having occurred (step 1 and 2), the button Process

must be activated.

=2 FEAT - Internet Explorer
Ny ICA D'IT? / " n
(@ BANCA DITALIA  FEAT - Front End Anagrafe Titoli Engisn |~
S\ I
Home  Listof Activities  List of Securities  List of Securitizations Documents  Browse messages Administrator Welcome  SISC.334169 m m
Partner: UTENTE TEST 13 Description: TITOLI DI DEBITO - Comunicazione aggiornamento Last modified: 29-12-2016 12:37
Role: ISSUER
¥ 3 FEAT-2997 &l
_| Financial Instrument Information ISIN [
) Placement Information
L Yield Information Type of Update | 2 - CHAMGE - Variation effective date  29/12/2016 ]
|| Redemption Information
L} Other Options ISIN Code  ITO004042526 CFlcode  DBVUFX
[} communication
UNICREDIT SPA06-04-2006
Financial Instrument Name  06-04-2012 VARIABILE OBBLIG. Financial Instrument Short Hame ~ UNICREDIT/TV OBB 20120406
ORDINARIE STEP UP
Financial Instrument
"l 00348170101 - UNICREDIT, SOCIETA’
Resident Issuer PER AZIONI Non-resident Issuer
Required attachments: 1
List of Attachments | Type Resident LM - Resp. Settl. (S| Non-resident LM - Resp. Settl. Q A
prova.tt VR
Type of Financial Instrument * | 5 - BONDS - Security Classification 4004 - PLAIN VANILLA BONDS
Security Form * | B_ BEARER - Cum Warrant * | gp_nO -
&> Remove &b Attach
Convertible * | g_ O - Credit linked * | p_no -
> -
“% Restore &> sawe Subordinated ~ | 0-NO = Type of Bond * | X - NOT APPLICABLE =
Deliver
Trade Name
[¥]

After processing the activity only the updated information is displayed:

= FEAT - Internet Explorer
LR — . - -
2 BANCA DITALIA - FEAT - Front End Anagrafe Titoli Engisn |~
Documents  Browse messages Welcome
Partner: UTENTE TEST 13 - Comunicazione aggiornamento
Role: ISSUER
v 3 FEAT-2997 &
__| Financial Instrument Information ISIN ml
[} Placement Information
[ Yield Information Type of Update 2 - CHANGE Variation effective date  29/12/2015
|} Redemption Information
[} Other Options ISINCode  ITO004042526 CFlcode
[} communication
Financial Instrument Name Financial Instrument Short Name
Financial Instrument
{ Resident Issuer Non-resident Issuer
Required attachments: 1 Resident LM - Resp. Settl. Mon_resident LM - Resp. Settl.
List of Atachments | Type
prova.bt VR Type of Financial Instrument Security Classification [
Security Form B - BEARER Ccum Warrant
e e Convertible Credit linked
= Subordinatea Type of Bond X - NOT APPLICABLE
¥ Restore & Save
Trade Name
v
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Data may be only browsed and cannot be updated. The activity status changes into “To be delivered” and
the button Deliver is enabled.

Nonetheless, if further updating needs to be performed, by clicking on Undo the activity is restored to the
very moment preceding the processing.

5.1.6. Deliver

By clicking on Deliver, the application will forward the activity, correctly compiled and saved, to the Bank.
The button is enabled only if the activity has successfully undergone all the compliance and consistency data
checks that are activated when clicking on Save.

When an activity has been saved without errors (see § 5.1.2) or has been processed (see § 5.1.5) the status
changes into “To be delivered” and the following pop-up is generated:

Information

Activity correctly saved.
Itis now possible to proceed with the delivery of

the message
OK

= FEAT - Internet Explorer = e e
IS BANCADITALIA  FEAT - Front End Anagrafe Titoli Engish |~

-_V_ EUROSISTEMA
W

Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator SISC.334169 m m

Partner: UTENTE TEST 13 Description: DI DEBITO - Richiesta ISIN Last modified: 05-01-2017 14:42
Role: ISSUER Status: To be delivered
v £ FEAT-2386 =
A
|_| Financial Instrument Information Financial Instrument [
|} Placement Information
|} Yield Information Resident Issuer gg&g;}ﬂglﬂﬂ - UNICREDIT, SOCIETA' Confirm Resident Issuer ¥ - CONFIRM RESIDENT IS5U .
|| Redemption Infarmation
|| Other Options Hon-resident Issuer Confirm Non-resident Issuer -
Resident LM - Resp. Settl. L.Q ] Non-resident LM - Resp. Settl. L.Q %)
Type of Financial Instrument *  Q-BONDS - Security Classification 400A- PLAIN VANILLA BONDS
Security Form * | B-BEARER - CumWarrant * | §-NO -
I Convertible * | o-NO - Creditlinked * | g-NO -
Il
Subordinated * | g-pNO - Type of Bond -
Required attachments: 1
List of Attachments Type Trade Name Type of Documentation 1-TEMPORARY DOCUMENTATION H
prova.bd 4P
Guarantees
Remove g Attach Type of Guarantee * | 0 - NON GUARANTEED - Resident Guarantor Q, %
Hon-resident Guarantor Q, |x
“3 Restore \\ Save s
o
Restrictions
Create Activity (7]

By clicking on Deliver, the activity status changes into “Delivered” and the message is forwarded to the
Bank. Please note that the processing of the message by the Bank is not immediate. For further
information on how to monitor the outcome of the message transmission as well as the process’ state of
progress please refer to § 3.6.1
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5.1.7. Export

By clicking on Export, the application allows the export of the message data in csv or xml format. For the
messages provided with such facility, the button is enabled from the first save of data, even if errors are
detected.

Once data have been exported, they may be modified and re-uploaded by means of the Import function (see
§ 4.2), according to the specific message’s record layout.

By clicking on Export, the following window opens allowing the operator to choose the type of format:

Required attachments: 1

List of Attachments Type

Guarantees
Remaove g Altach

“3 Restore @ Save

Deliver j Export
in .xml format

Create Activity T

In FEAT, the exported file is saved with the name Export FEAT Partner FEAT-progressive.csv (if format
csv) or Export FEAT Partner_ FEAT-progressive.xml (if format xml). In FE129 the function is similar but the
resulting file bears FE129 instead of FEAT.

@ Seleziona il percorse di scaricamento con svilinfostat.bancaditalia.it \EI
Salvain: | J, FEAT-FE129 ~ @& @
o Mome . Ultima medifica Tipo
=

_ ) Messun elemento corrisponde ai criteri di ricerca,
Risorse recenti

-
Desktop

Ha.ccc;rte
A
Computer

&

Rete

4| n 3
Nome file: |-ut FEAT h03136 FEAT-2386 cav ﬂ Salva |

Salva come: |T|_n-ti i file {*.%) j Annulla

Avvertenza: questo file potrebbe essere un programma eseguibile o contenere codice dannoso;
prestate attenzione prima di salvarlo o aprirlo.
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5.2. Compiling of messages

The panel 3 includes detail data within each section of the message. Each section may be made up by more
sub-sections marked by a label (e.g. Financial Instrument in the section Financial Instrument Information).

5.2.1. Insertion/update of data

Data to insert or to update are grouped in sections and sub-sections depending on the type of information.
Fields marked with a red asterisk are compulsory.

The compiling of a field varies depending on the type of format

1) Date fields

o To be selected through the calendar
2) Numeric fields

e To be compiled manually
3) Alphanumeric fields

e To be compiled manually

e To be selected from drop-down menu

e To be select after searching by ™.
1) Date fields

Two icons are placed to the right of the fields with date format:
e The calendar for the selection and insertion of a date;

e The eraser ﬂ for cancelling the previously inserted date.

Moreover, for fields which are to be filled in with 31/12/2099 date, the icon M is available, allowing to set
up such a date without scrolling down the calendar.

/= FEAT - Internet Explorer == E=RT)

22 PAGADITALA FEAT - Front End Anagrafe Titoli L

EUROSISTEMA

Home List of Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m

Partner: UTENTE TEST 13 Description: TITOLI DI CAPITALE - Richiesta ISIN Last modified: 08-09-2016 9:00

Role: ISSUER Status: Saved with errors
¥ [ FEAT-2262 =
A
__| Financial Instrument Information Financial Instrument [
- 00348170101 - UNICREDIT, SOCIETA!
Resident Issuer PER AZIONI Confirm Resident Issuer v
4  December 2099 = b
Hon-resident Issuer 1 Non-resident Issuer Rd
Mon Tue Wed Thu Fri Sat Sun
Required afachments: 1 Type of Financial Instrument  E - CAPITAL SEC L Type of Equity * -
List of Attachments Type 7 8 g 10 11 12 13 |
Security Classification 910A- ORDINAR® 1415 18 17 18 19 20 Security Form * -
21 22 23 24 25 26 27
Currency * 28 29 30 pe of Documentation * -
Remove a) Attach Dissemination Start Date ] maced] Share Type
Q Restore @ Save Specific data
Deliver j Export
Nominal Value is not present * - Nominal Value —{
Create Activit A
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2) Numeric fields

Numeric fields are inserted by the user manually with the following format:
Decimal separator is the dot “.”
Thousand separator is not to be indicated

= FEAT - Internet Explorer
AR 1~ '
ANCADITALIA - FEAT - Front End Anagrafe Titoli Engiish
FUROSISTEMA
Home List of Activities List of Securities List of Securitizations Documents Browse messages Administrator Welcome S15C.334169 m _
Partner: UTENTE TEST 13 Description: TITOLI DI CAPITALE - Richiesta ISIN Last modified: 05-01-2017 14.50
Role: ISSUER Status: Saved with errors
¥ [y FEAT-2262
| Financial Instrument Information i
Specific data
Nominal Value is not present - Nominal Value
Number of shares * | 123455789 Total Nominal Value *
Required attachments: 1 Voting right * - Paid-in capital * -
List of Attachments Type m
Dividend Type - Type of Interest Accrual * -
Accrual Start Date - Pro Rata %) Convertibility * -
[~ Semore “) giach Restrictions and constraints
“3 Restore Save Restrictions on Ownership- .
@ Transferability - Fidelity premium (Bonus share)} -
Del & Export
Restriction End Date = Bonus Shares Date =
v

For some fields the inserted value undergoes specific format checks.

@ FEAT - Internet Explorer
R T . . -
ANCA DITALIA - FEAT - Front End Anagrafe Titoli Engish ~
Home  List of Acti ations Documents Browse messages Welcome
Partner: UTENTE TEST 13 Description: TITOLI DI CAPITALE - Richiesta ISIN Last modified: 05-01-2017 14:50
Role: ISSUER Status: Saved with errors
v 5 FEAT-2262
|_| Financial Instrument Information 4]
Specific data
Nominal Value is not present * - Nominal Value
Number of shares * {U.| l\ Nominal Value *
Required attachments: 1 Voting right * - Paid-in capital * -
List of Attachments Type m
Dividend Type - Type of Interest Accrual * -
Accrual Start Date - Pro Rata ) Convertibility = -
2 Remowe Ehamgiio Restrictions and constraints
Q Restore e Save Restrictions ?’?a?:fl?;?:’w‘l‘i% - Fidelity premium (Bonus share) * -
Deliver j Export
Restriction End Date = Bonus Shares Date =
v
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3) Alphanumeric fields
Alphanumeric fields require different compiling modes depending on their specific characteristics.

e The user manual compiling is required for those fields which are not associated with a specific
domain

e The selection from a drop down menu is provided for fields whose domain is limited

e The selection by means of a search device by code or by string is provided for those fields whose
domain is very large (e.g. Currency) or not predetermined in advance.

When the selection is performed by means of a search device, the two icons "~ and ﬂ are placed to the
right of the field.

By clicking on "\ asearch panel opens, in which it is possible to enter one of the search criteria (i.e. code
or description). At the end of the search a list of result is displayed from which the requested value may be
selected by clicking on Select or double clicking on the record.

By clicking on #lit is possible to cancel the selected value in the related field.

The selection by means of a search device is also provided for the fields related to entities which for various
reasons are included in the message sections (issuer, parent company, guarantor, lead manager). For the
treatment of such information please refer to § 3.7.1 — 3.7.4.

5.2.2. Compiling lists

Some sections are provided with subsections which require the compiling in tabular format (e.g. Floating rate
securities, Accrual schedule, Placement agents). To this end, 4 buttons are placed on top of the sub-sections
to deal with the management of the single record.

@ FEAT - Internet Explorer

= BB =5

™o BANCA DITALIA

Home  List of Activities

¥ [ FEAT-2386

|| Placement Information
| Yield Information
|| Redemption Information

|| Other Options

List of Atachments

List of Securities

FEAT - Front End Anagrafe Titoli

List of Securitizations ~ Documents

Partner: UTENTE TEST 13
Role: ISSUER

|_J Financial Instrument Information

Required attachments: 1

Type |||

Remave Attach

“3 Restore
Deliver Export

Create Activity

Browse messages

Description:
Status:

Administrator

TITOLI DI DEBITO - Richiesta ISIN
Saved with errors

English -

p— T

Last modified: 05-01-2017 14:54

[4]
Type of Interest Rate * | 1 - FLOATING RATE - Interest rate atissue [

First Coupon interest rate First Coupon Payment Date =

Coupon frequency * | A- ANNUAL - Actual yield rate
Stepped security - Interests calculation basis 01-ACT/ACT -
Yield Structure * | - NO STRUCTURE - Type of Interest Variation Date ]
Floating Rate Securities
[ | . Remove all L4 Add 7} Edit | . Remove ]
Counter Spread End Date Mathematical Spread Floating ISIN Code of Reference Parameter
l 1 01/09i2016 01/09i2019 EU0009652782 - EURIBOR 2 MONTHS/360 DD

[«] I -] |
L7

o The button Add allows to add a record to the table. When activated, it opens a window in which are
included the data to be entered for the single record as well as the buttons

o Save to save the data in the table. Note that if a mandatory attribute has not be entered it
won’t be possible to save the record.
o Cancel to delete the inserted record.
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Floating Rate Securities

Counter

Spread

Spread Application End Date *

ISIN Code of Reference Parameter *

Spread Application Start Date x|
x| Mathematical operator -
Floating Coupon Calculation Period -

[

e The button Edit allows to update the information of the selected record. When activated, it opens a
window in which data to be updated are shown for the single record as well as the buttons
o Save to save the data in the table. Note that if a mandatory attribute has not be entered it
won’t be possible to save the record
o Cancel to delete the update.

e The button Remove is enabled by selecting a record, and allows the user to delete it. When clicking
on the button, the application ask to confirm the cancelling of the record and if OK is activated the
record is removed from the table.

Confirmation Request

Are you sure you want to delete?

()4 || Cancel

e The button Remove all is enabled only if one record at least is included in the table and it allows to
remove all the records of the table. When activated, the application ask to confirm the cancelling and
by clicking on OK all the records are removed from the table.

Criteria to enter values and to perform searches, as indicated in the previous paragraph (see § 5.1), are to
be applied also in the compiling of lists.

Only for resident placement agents is it possible to enter a taxpayer code straight away in the placement
agents’ list of section “Placement Information”, when such a code has not been found in the Bl Securities
Database. More precisely, in this case the resident placement agent won’t need to previously register the
missing entity (as it normally should according to § 3.7.4).

As a matter of fact, if no matching result is returned, the following warning pops up:

Warning

<

Mo result was found for tax code with value
00000000000,

Do you want to select the value of tax code with
which the research was carried out?

| ok || no

and by clicking on OK, the taxpayer code is entered in the table record field “Resident placement agent”.
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5.2.3. Dealing with anomalies

Anomalies in field compilation, if any, are shown in the box “Description of anomalies”, within panel 3, when
saving entered data.
Checks are performed on mandatory data and on the consistency between attributes.
Messages of error may have different levels of seriousness, as indicated by the icons reported below:
1. Very serious
2. Serious

3. Referred to the attachments ﬁp}

4. For information only (warning)

When saving data, messages of error are displayed according to a decreasing order of seriousness. Errors
belonging to the first three levels do not allow the activity to proceed to status “To be delivered”. The number
of anomalies is reported in the top right corner of the box.

By double-clicking on the description of anomalies, the application will display the related field in panel 3.
The field will be circled in red and when the mouse will be placed over it the message of error will be
displayed.

‘2 FEAT - Internet Explorer (=8 E=H ===
FEAT - Front End Anagrafe Titoli Engish | ~
Home  List of Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.234169 m m
Partner: UTENTE TEST 13 Description: TITOLI DI DEBITO - Richiesta ISIN Last modified: 05-01-2017 15:01
Role: ISSUER Status: Saved with errors
v B3 FEAT-2385 Number of errors: 5
(] Financial Instrument Information Description of anomalies
|| Placement Information &3 | Field Mathematical operator is required
] Yield Information 0 Field Floating Coupon Calculation Period is required
|} Redemption Information &3 | Date comparison: Spread Application Start Date (01/09/2016) cannot be earlier than Accrual Start Date - Pro Rata (05/01/2018)
L Gther Options [ 0 ‘When field Type of Interest Rate value is 0: FIXED RATE, the Floating Rate Formula section must be empty ]
D,\ Minimum number of attachments not reached
Required attachments: 1 o
List of Attachments Type 11}
Type of Interest Rate * [ 0 - FIXED RATE - | When field Type of Interest Rate value is 0: FIXED ﬁ
RATE, the Floating Rate Formula section must be
empty
st Coupon interest rate First Coupon Payment Date =
Remave :)) Attach Coupon frequency * | A- ANNUAL - Actual yield rate
Q Restors ™ Save Stepped security - Interests calculation basis 01-ACT/ACT -
< Save
Deliver j Export Yield Structure * | ¥ - NO STRUCTURE - Type of Interest Variation Date ]
Create Activity E

If the error relates to a whole record of a list (see § 5.2.2), by double clicking on the message of error it will
be possible to move to the very record affected by the anomaly, which will be marked by a red box.
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= FEAT - Internet Explorer

BANCA D'ITALIA

EUROSISTEMA

Home List of Activities

¥ [y FEAT-2386
|| Financial Instrument Information

| Placement Information

List of Securities

FEAT - Front End Anagrafe Titoli

List of Securitizations  Documents  Browse messages Administrator

Partner: UTENTE TEST 13
Role: ISSUER

Description: TITOLI DI DEBITO - Richiesta ISIN
Status: Saved with errors

Description of anomalies

English

Welcome

Last modified: 05-01-2017 15:01

Humber of errors: 5

Field Mathematical operator is required

__ Yield Information Field Floating Coupon Calculation Period is required

|} Redemption Information [
|_) Other Options

Date comparison: Spread Application Start Date (01/09/2016) cannot be earlier than Accrual Start Date - Pro Rata (05/01/2018)

Lo o

Minimum number of attachments not reached

Required attachments: 1

‘When field Type of Interest Rate value is 0: FIXED RATE, the Floating Rate Formula section must be empty

List of Attachments Type| ||
Floating Rate Securities Al
|+ Remove all | 4 Add ﬂ Edit |+ Remove
Counter Spread End Date Mathematical Spread Floating ISIN Code of Reference Parameter
o) Remowe Bhamgitacy m 1 0110972018 01/09/2019 EU0009852783 - EURIBOR 3 MONTHS/260 DD ]
™, -
“¥ Restore & saw
< =
- [4] I >}
Create Activity Qtructurad Sarurifiss A

By clicking on the grey bar of “Description of anomalies” it is possible to drag the box within the screen or to
minimize the box by putting it on top of the grey bar of panel 2.

= FEAT - Internet Explorer

7 N
x [YAnagrafe Titoli Engish | ~
Number of errors: 5

Description of anomalies s  Documents Browse messages Administrator Welcome  SISC.334169 m m

Q Field Mathematical operator is required
ENTE TEST 13 Description: TITOLI DI DEBITO - Richiesta ISIN Last modified: 05-01-2017 15:01

Q Field Floating Coupon Calculation Period is required ER Status: Saved with errors

Date comparison: Spread Application Start Date
0 (01/09/2016) cannot be earlier than Accrual Start Date -

. Pro Rata (05/01/2018)

M= g A [a]
[|Financial Instrument Information | | | T10auNy Rate securities |
| Placement Information =

| . Remove all |4 Add i+ Edi | . Remove
] Yield Information
[ Redemption Information Counter Spread End Date Mathematical Spread Floating ISIN Code of Reference Parameter
| Ciher Options . 1 01/09/2016 01/09/2019 EU0009552783 - EURIBOR 3 MONTHS/360 DD
[] I [»]
Required attachments: 1
List of Atachments Type| ||
Structured Securities
FLOOR CAP
& E— :9 Attach ‘Coupon indexation -
“3 Restore ‘3 Save Accrual Schedule
j Export Remove all | & Add Edit Remove
Create Activity Counter Acrrual Start 1 1| Date Pavment CounonRatel  |CounonRate! | Galrulation Tune of Counan L7
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5.2.4. General communications

General communications are to be sent whenever the user needs to forward information not related to a
particular security or not included in the distinct messages (e.g. update/merger of the issuer, update of the
validity dates, update of the placement date, unscheduled early redemptions). Two buttons are available in
the application: Compile and List of activities.

@ FEAT - Internet Explorer EI@

R,

= BANCADITALIA — FEAT - Front End Anagrafe Titoli Engish  ~

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.334169 m m

Partner UTENTE TEST 13 =
Role ISSUER -
» 1) DEBT SECURITIES GENERAL COMMUNICATION
» () EQUITIES
» [ RIGHTS General communication

. To be usedto send a general request
» (] WARRANTS
- which is not referred to any specific

» (] CERTIFICATES, ETC's, ETN's financial instrument, or which cannot be
dealt with by any available message

» (1] COVERED WARRANTS AND LEVERAGE CERTIFICATES

» (] LISTING INFORMATION

[- [y GENERAL COMMUNICATION ]

__| General communication

‘General communication

DATAIENIRY SEARCH FOR ISIH TO UPDATE LIST OF ACTIVITIES
@ Compile Import Browse Browse

It is possible to enter a free text and documentation may be attached (see § 5.1.4).

{22 FEAT - Internet Explorer = Eoh <=
P e e . 2 .
BANCADIIALIA - FEAT - Front End Anagrafe Titoli Engish  ~
Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.334169 m m
Partner: UTENTE TEST 13 Description: GENERAL COMMUNICATION - General communication Last modified: 05-01-2017 15:04
Role: ISSUER Status: New

Ar]

v 5 FEAT-3074 \
| General Communication communication

Qutional

/ |L\stof.‘\ﬂacnment5 ‘TYDE m

Remove &b Attach

“ Restore @ Save

Deliver < Export

Create Activity B u
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5.3. Forwarding of messages

When delivering an activity (see 5.1.6) its status will bear the value “Delivered” until a notification/rejection
message will have been received from the Bank. In the former case the status will change into “Delivered —
notified” whereas in the latter it will become “Delivered — rejected”. From the List of activities (see § 3.2) it is
possible to search activities according to the status.

{2 FEAT - Internet Explorer = |5 [
b BANCA DITALIA - FEAT - Front End Anagrafe Titoli Engisn
Home  List of Activities  Listof Securities  List of Securitizations  Documeni ts  Browse messages nini r Welcome  SISC.334169 m m
List of Activities
Partner | UTENTE TEST 13 v User ‘ ‘ - ‘
Role | ISSUER - ISIN Code ‘ ‘v‘
Financial instrument A Issuer ‘ ‘ - ‘
Type of Activity = Status -
b‘% Ssah Saved with errars
Valid data - Errors in attachments - R e
To be processed
Number of Activities Description Status Role ISIN Cot 14 pe deliverad dified Issuer
Delivered
Delivered - Rejected
Delivered - Notified
Delete Deliver Browse

When selecting an activity with status “Delivered — rejected” it is possible to create a new one by means of
the button Create activity (see 5.1.1). The moment the copy is created, the activity with status “Delivered —
rejected” will be automatically deleted.

Thus the Partner has the possibility to vary the only attributes affected by anomalies and to forward the
activity again.

It is worth noting that, in the Requests/Registrations of ISIN created from rejected activities, data are brought
back as they were originally compiled in the rejected message.

Instead, in Communications of Update created from rejected activities data are derived from the Bl Securities
Database, without any reference to the ones of the rejected message. Updates are therefore to be re-
entered in the new activity, taking into account the reason of the reject as notified by the Bank.
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6. Massive messages

For some types of financial instruments, such as Covered Warrants and Certificates, massive issues of
securities with similar features are possible and updates of some typical data can be made simultaneously
for a large number of securities.

For such instruments massive communications have been created, i.e. messages which refer to one or more
financial instruments.

The compilation mode of such messages differs in some ways from the one related to single messages. The
main differences are treated in this chapter. The way to access massive messages is the one reported in
chapter 4.

As for single messages, the detail page is made up of three panels bearing
e General information (panel 1, see screenshot below);
e The navigating menu and the buttons panel (panel 2);
e The security detailed information (panel 3).

‘2 FEL29 - Intemet Explorer (=2 E=R ===
@; BANCA ITALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Engisn
ST B
— P 4 ato elcome 4169 Info Exit
Partner: UTENTE TEST 13 Description: Associato a FE129-3018 Last modified: 30-12-2016 15:47
1 Role: ISSUER Status: Mew
| LRem | 4 Add 2\ \T
v 3FE129-3018 Financial Instrument 3
» [ FE129-3019
¥ (3 FE129-3020 Resident Issuer 00342170101 - UNICREDIT, SOCIETA' Er T e e .
PER AZIONI
|_| Financial Instrument Information
L] Issue data - Redemption Non-resident Issuer Confirm Non-resident Issuer -
Resident LM - Resp. Settl. 4 x Non-resident LM - Resp. Settl. Q x
Type of Financial Instrument * - Security Classification
Trade NHame
Required attachments. —
List of Attachments Type) Certificates specific data
Type of Option - Exercise Style -
Segment Type * - Investment Class -
) Remove ) Aftach
o o
Category * -
“3 Restore @ Save
Deliver List of Secu Ty Sl /
[¥]

\ N /

In panel 2 the structure of the massive message is shown: every message is identified by a code composed
of a fixed part (FEAT or FE129) and of a progressive number (e.g. FE129-3018, as shown in the picture),
which represents the “root” of a tree whose “leaves” are the single securities which make up the message.
On their turn, “leaves” are also identified by codes (FE129-3019 e FE129-3020).

Placing the cursor on each leaf displays its structure, i.e. a diagram of the sections grouping the information.
Enable each section on the right of the window to display the data it contains and to enable the command
buttons. Data for each security forming the massive message are filled in as described for single messages.
Massive messages also include an option or a requirement to attach documents.

Attached documents refer to the whole message and not to its individual components (“leaves”).
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Place the cursor on the root node to display a table of summary in panel 3 (one line for each leaf node).
Double click on each record in the table to display the corresponding leaf.

At the bottom the following command buttons are displayed: List of Securities, Import, Save, Send and
Export. The functions associated to such buttons apply to the whole message, i.e. to root and leaves. For
further details on the use of the buttons see § 5.1. And § 4.

EURDSISTEMA

lj BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129

List of Activities  List of Securities  List of Securitizations  Documents  Browse messages.

Partner: Description: COVERED WARRANT, LEVERAGE CERTIFICATES, ETC, ETN 129 - Censimento ISIN massiva & info anagrafiche 129 (sez. 1)
Role: ISSUER Status: Saved with errors

(- )

Rem.

¥ [3FE129-10375 14 Summary Covered Warrants 129

» (] FE129-10376
» ) FE120-10377 Code 129 Status 1SIN Code Code to be Issue date Waturity Date: Issue Currency Type of Underlying
) FE129-10378 o FE129-10376 03 - Salvato con errori DEDOO 18/02/2020 3112/2099 EUR
(] FE129-10379

FE129-10377 03 - Salvato con errori DE00D 18/02/2020 311242099 EUR
(] FE129-10380 o
» [ FE129-10381 o FE129-10378 03 - Salvato con errori DE00O 18/02/2020 311212099 EUR
» [ FE129-10382
» [ FE129-10383 o FE120-10378 03 - Salvato con errori DE0OO 18/02/2020 31122099 EUR
» [ FE129-10384

FE129-10380 03 - Salvato con errori DEDOO 18/02/2020 3112/2099 EUR
» (] FE120-10385 °
» (I FE129-10386 o FE120-10381 03 - Salvato con errori DE0OD 1810212020 311242099 EUR
(] FE129-10387
(] FE129-10388 | = FE129-10382 03 - Salvato con errori DE0OD 18/0212020 3112/2099 EUR
(] FE129-10389

FE129-10383 03 - Salvato con errori DE0OO 18/02/2020 31122099 EUR
» [ FE129-10300 a
> O FE129-10391 [v] o FE129-10334 03 - Sahvato con errori DE00O 1810212020 3111242000 EUR

Optional atiachments B FE128-10385 03 - Salvalo con erad DF0N 112i2000 ELR.
<
‘ List of Attachments | Type I

[D\stufSecu ) import & sae Deliver & Export ]
\ /

To the left of each record in the data summary section an icon marks the record status:
e green when the record status is “To be delivered” or “Delivered”

¢ red when it is “Saved with errors”

o yellow when it is “Valid data — errors in attachments”

e orange when it is “New”
@ FEL29 - Internet Explorer EI@
£igs BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 Engisn | -

Home List of Activities List of Securities List of Securitizations Documents Browse messages Administrator S5ISC.334169 m m
Partner: UTENTE TEST 13 Description: CERTIFICATES, ETC, ETN 129 - Richiesta ISIN massiva Last modified: 30-12-2016 15:55
Role: ISSUER Status: Saved with errors

Number of errors: 1

Rem... | 4 Add Copy
v _yFE128-3018 | Description of anomalies
v P3FE129-3019 B) Minimum number of attachments not reached

|| Financial Instrument Information E
|l Issue data - Redemption
» (1) FE129-3020

Summary Certificates

Code 129 Status Type of Underlying Underlying asset Type of Option Exercise Style [
@ FE128-3019 04 - Da consegnare X-NON CONQSCIUTO | CIAQ CERT - CERTIFICATES
@  FE129-3020 03 - Salvato con errori

Uploading a file via the Import button, a massive message is created. The status of the massive message
and of each leaves is initially equal to “New”. By clicking on Save button, the imported data are checked and
the result of the check involves the change of the status from "New" to one of the following:
e Saved with Errors: if at least one of the components is Saved with Errors,
e Data Valid — Error in Attachments: if no component is Saved with Errors and there are errors in the
attachments (relating to the whole message),
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e To be delivered: if all the components are “To be delivered” and there are no errors in the
attachments (relating to the whole message).

EUROSISTEMA

J@\‘ BANCA DITALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Englsh |+

Home List of Activities List of Securities List of Securitizations Documents Browse messages Welcome FEATC427... m m

Partner: Descripiion QVERED WARRANT, LEVERAGE CERTIFICATES, ETC, ETN 128 - Censimento [SIN massivo e info anagrafiche 129 (sez 1)

Rem... Add Copy
¥ £yFE129-10375
» ] FE129-10376

[»]

Summary Covered Warrants 129

» () FE12910377 Code 4129 Status ISIN Code Code to be Registerad Issue date |4
v () FE129-10378 {FEWEQ-‘I[}STE 01- Numm\ DEOOD 18/02/2020
» | FE129-10379
FE129-10377 01 - Muovo DEOOO 18/02/2020 |
» [ FE129-10380
» [ FE129-10381 | FE129-10378 01- Nuovo DEOOD 18/02/2020
» () FE129-10382
» () FE129-10383 = . FE129-10379 01- Nuovo DE00D 18/02/2020
Optional attachments Il || .. | FE129-10380 01 - Nuowo DEOOD 18/02/2020
List of Attachments Type
FE129-10381 01 - Muovo DEOOO 18/02/2020
FE129-10352 01- Nuovo DEOOD 18/02/2020
FE129-10383 01 - Nuovo DEOOO 18/02/2020
ot Remove o) Aftach
&FEWEQ-‘IDSE&- 01- Nunvy DEOOD 18/02/2020
s | |
“¥ Restore < Save o FE120-10385 01 - hliown I DEONN 130212020 I IL
-« »
Deliver
List of Secu... E Impaort e Save Deliver j Export

Only if there are no errors (status equal to "To be delivered"), it is possible to deliver the message via the
Deliver button.

6.1. Creating leaves

When creating a new massive message, the message’s structure is without “leaves”. The way to add/delete
leaves differs according to the type of activity. The compilation of the single leaves is similar to the one
described in chapter 5.

Massive Request for ISIN

Page nodes can be created using the buttons Add (to create an empty page), Copy (to create a new leaf
with data similar to the ones of the leaf previously selected). Moreover, it is possible to delete a previously
created leaf using the button Remove.

Place the cursor on the “root” and the button Import will be displayed underneath the table of summary.
Using such a button the operator will be able to upload a format .csv file. If the uploading is successful the
application will create as many leaves as the records in the imported file and will add them to the pre-existing
leaves.
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‘= FE129 - Internet Explorer E@
ANCA DITALIA -~ FE129 - Front End Anagrafe Titoli Articolo 129 Engisn
Home Listof Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.224160 m m
Partner: UTENTE TEST 13 Description: CERTIFICATES, ETC, ETN 129 - Richiesta ISIN massiva Last modified: 30-12-2016 15:55
Role: ISSUER Status: Saved with errors
. |4 Add T ] Humber of errors: 1
v [JFE129-3018 | Description of anomalies
v [*3FE129-2019 D) | Minimum number of attachments not reached
| Financial Instrument Information =
|_]Issue data - Redemption
» (] FE129-3020
Summary Certificates
Code 129 Status Type of Underlying Underlying asset Type of Option Exercise Style 1§
@ FE129-3019 04 - Da consegnare X-NON COMOSCIUTO | CIAD CERT - CERTIFICATES
@  FE129-3020 02 - Salvato con errori
Il
Required atachments: 1
List of Attachments Type
&) Remove &b Aftach
™
“3 Restore Save
- 1) I [v]
Deliver List of Secu..
E Import ~¢\‘; Save Deliver } Export

Massive ISIN Registration

The Add and Copy functions are disabled for these messages

Leaves can be created by activating the Securities List function (button in the bottom left panel) to check
whether the ISIN code being searched exists in the Bl security database.

The search criteria and methods are the same as described for the function Search ISIN to Update used for
other ISIN Registration requests (§ 4.3.2).

Only if the ISIN Code is not present in the Bl security database is the Register button enabled to create an
empty leaf in which the ISIN Code not found is entered in the ISIN field for registration.
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=2 FE129 - Internet Explorer E@

@\ BANCADITALIA  FE129 - Front End Anagrafe Titoli Articolo 129 Engisn -

EUROSISTEMA

Home Listof Activities  List of Securities  List of Securitizations ~ Documents  Browse messages nini r Welcome  SISC.234160 m m

Partner: UTENTE TEST 13 Description: CERTIFICATES, ETC's, ETN's 129 - Massive registration of ISIN with 129 reference attributes (Section 1) Last modified: 30-12-2016 16:14

Role: 1SSUER Status: Saved with errors
[ Rem... Add Copy ]
¥ (FE129-3021 Summary Certificates
» (] FE129-3022
Code 129 Status Type of Underlying Underlying asset Type of Option Exercise Style 1§
= | FE129-3022 03 - Salvato con errori
Opticnal attachments
| List of Attachments ‘ Type
‘ [«] [ I»]
:a Import b Save Deliver j Export
&) Remove &b Aftach
“3 Restore \,‘S Save
Deliver :;List of Secu..

Place the cursor on the “root” and the button Import will be displayed underneath the table of summary.
Using such a button the operator will be able to upload a format .csv file. If the uploading is successful the
application will create as many leaves as the records in the imported file and will add them to the pre-existing
leaves.

During the import the following checks are run to verify if:

o the ISIN is registered with the Bl security database

e similar requests exist and are ongoing for the same ISIN

¢ the record layout is formally correct and so are the data included.

If the checks produce negative results, the leaf cannot be created and an error message will pop up.

Massive Update Communications and 129 Quarterly reporting Section 4

The Add and Copy functions are disabled for these messages.

Leaves can be created by activating the Securities List function (button in the bottom left panel) to check
whether the ISIN code being searched exists in the Bl security database.

The search criteria and methods are the same as described for the function Search ISIN to Update used for
other ISIN Registration requests (§ 4.3.2).

Only if the ISIN Code is not present in the Bl security database is the Register button enabled to create an
empty leaf in which the ISIN Code not found is entered in the ISIN field for registration

Also in this case the command button Import is available, by which it is possible to upload a format .csv file.

During the import the following checks are run to verify if:
e the ISIN is registered with the Bl security database
e there is correspondence between the classification of the financial instrument and the type of the
selected message (e.g. Certificates vs. Leverage Certificates)
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e similar requests exist and are ongoing for the same ISIN
o the record layout is formally correct and so are the data included.

If the checks produce negative results, the leaf cannot be created and an error message will pop up.

6.2.

Prearranging a csv file

The feeding of massive messages by import requires that the imported csv files have characteristics and

format strictly defined.

To facilitate the preparation of such files, the application provides users with record layouts for each type of
massive message. Such layouts may be downloaded (in Italian or in English) on the user's PC from the links
available in the FEAT/FE129 Homepage.

=2 FE129 - Internet Explorer

[E=N B

J@x BANCA D'ITALIA
-'_M_?,_

EUROSISTEMA

Home  List of Activities

List of Securities

» () DEBT SECURITIES 129
¥ [y CERTIFICATES, ETC's, ETN's 129

| Massive request for ISIN

Partner | UTENTE TEST 13

Role | ISSUER

[ Massive registration of ISIN with 129 reference attributes (Section 1)

|} Massive communication of final data and 129 reference attributes (Section 1)

|_] Massive communication of 128 reference attributes (Section 1)

|} Massive communication of 129 reference aftributes (Section 2-3)

] Communication of coupons

» (] GENERAL COMMUNICATION

g Compile

» (] COVERED WARRANTS AND LEVERAGE CERTIFICATES 129
» (] QUARTERLY REPORT
» (] LISTING INFORMATION

DATA ENTRY

] Import

List of Securitizations ~ Documents  Browse messages

FE129 - Front End Anagrafe Titoli Articolo 129

Administrator Welcome  stsc.aza100 (HETEEN BCTER

Browse

English -

CERTIFICATES, ETC's, ETH's 129

Massive request for ISIN

(Massive communication) - To be used o
request the ISIN code for securities “upon
issuance”, by the working day preceding
the Accrual Start Date. It is meant by “‘upon
issuance” the financial instrument for
which the I3IM request date is prior to the
Accrual Start Date. It is possible fo request
the ISIN code for: all securities with depot
to the Italian CSD (Monte Titoli Spa);
securities issued by entities residing in
Italy without depot to any CSD

The communication requires
documentation for the 1SIN code
assignment to the security. The
documentation to be attached is
considered provisional. The final
documentation must be attached to the
final data or to the communication of
update.

The documentation is required solely for
the purpose of ISIN code senvice and not
for reporting perArt.129 purposes.

USEFUL LINKS:

| Compiling istructions

[ | C8V layout flow 209 (italian) - Draft ]

CSV layout flow 209 (english) - Draft

Massive request for 1SIN

SEARCH FORISIN TO UPDATE

LIST OF ACTIVITIES

Browse

Once the download has been performed, the Excel record layout is displayed as below:

A B C D E F G H | J K
1 SF005 SF014 RE0O4 ADOD1 ADOO3 AD004 SF022 CEOD1 AD002 AD00S
SECURITY  [FIRST COUPON
RESIDENT TYPE OF INVESTMENT UNDERLYING

FLOW ID 1SSUER CLASSIFICATIO PAYMENT OPTION EXERCISE SEGMENT TRADE NAME CLASS CATEGORY ASSET
9 N DATE
3 FEAT_209 leave blank
4
5
6
7
g
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The first two records of the layout bear the reference codes and the description of fields.
For additional information on the field content and format, please refer to Instruction for Compiling FEAT and
FE129 messages.

Take notice

To create a .csv File formally correct it is of fundamental importance to follow the points reported below:

1. The first two records of the layout, bearing the reference codes and the description of fields, are NOT to

be included in the .csv file;

the flow code FEAT_xxx has to be indicated in each record;

the decimal separator is the dot “.”;

the thousand separator has not to be indicated;

the semicolon “;” is the field separator;

the date format is DD/MM/YYYY;

pay attention to records starting with zeroes "0” as for the application “0007” is different from “7” (we

advise to be careful when using Excel as usually it deletes zeroes automatically to the left of numeric

fields);

. the format of the Excel files to upload is to be .csv only (not .xIs nor .xIsx);

9. fields are to be filled in with domain values not their related descriptions (see example below, as
extracted from Instruction for Compiling FEAT and FE129 messages.

Nook~wbd

SF013 (*) TYPE OF FINANCIALINSTRUMENT
The field domain depends on the category of financial instrument selected.

DEBT SECURITIES
Value:
*[ O |[BOND DESCRIPTION KO
« | OC || CONVERTIBLE BOND
| OW || CUMWARRANT BOND
+ | CD || CERTIFICATEOF DEPOSIT
. CREDITIINKEDNOTE

DOMAIN OK

Find reported below an example of record layout whose compilation is formally correct:

M:I Export_FE129_503136_FE129-3018.csv - Blocco note
File Modifica Formato Visualizza 7
FEAT_209;00348170101; 441C; ; CERT; ; 4;;;CP02;x;CIAD; ;1;01,/09,/2016;01,/09,/2018; EUR;
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7. Messages for Italian Special Purpose Vehicles

To partners registered as resident FVCs (Financial Vehicle Corporations) only the role of Issuer is assigned
.There are particular messages specifically conceived in order to report securitizations as well as ABS and
CDO securities associated to such operations.

Resident FVCs must send the “Notice of commencement of securitization activity” message in order to ask
for the Securitization number and, subsequently, for the securities associated to it.

=) FE129 - Internet Explorer |E=0E=8 5

B BANCA DTTALIA - FE129 - Front End Anagrafe Titoli Articolo 129 Engisn | -

Home  List of Activities  List of Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.234169 m m

Partner UTEMTE TEST 20 v

Role ISSUER v

/(E_)SECURIT\Z‘\T\ON ID NUMBER \

|) Request for securitization ID number

) Communication of update
v (23 DEBT SECURITIES 129: ABS and CDO
] Requestfor ISIN ABS
| Registration of ISIN with 129 reference affributes (Section 1)
) Communication of final data and 129 reference attributes (Section 1)
|) Communication of 129 reference attributes (Section 1)
) Communication of 129 reference atiributes (Section 2-3)

|) Communication of coupons
) Communication of amount placed 129 (Section 4)
|) Communication of early redemptions 129 (Section 4)

Messages for ABS and CDOs are similar to debt securities ones except for two additional attributes —
namely, “ranking” and “securitization ID number” — and the same compilation and forwarding rules apply (see

§ 5).

The management of the operation number replicates the same rules
e By selecting “Notice of commencement of securitization activity” the button Compile will be enabled
(see §4.1)

(= FEAT - Internet Explorer [E=2EGR 55

ZjpS BANCADITALIA  FEAT - Front End Anagrafe Titoli Engish | ¥

L EUROSISTEMA

Home List of Activities  Listof Securities  List of Securitizations  Documents  Browse messages Administrator Welcome  SISC.234169 m m

Partner UTENTE TEST 20 -

Role | I13SUER -

¥ (3 SECURITIZATION ID NUMBER SECURITIZATION ID NUMBER

|| Requestfor securitization ID number
|| Communication of update Request for securitization ID number

. To be used to request the ID Number for
» (1] DEBT SECURITIES: ABS and CDO Securitization Operations. The ID Number

» ] EQUITIES is necessary in order to request the ISIN
codes for the related ABS

» [ RIGHTS
» ] WARRANTS

USEFUL LINKS:
» (2] LISTING INFORMATION

» (] GENERAL COMMUNICATION

| Compiling istructions

[ x3D scheme flow 4

Request for securitization ID number

IARNENIRY LIST OF SECURITIZATIONS LIST OF ACTIVITIES

E Import l Browse Browse
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e By selecting “Communication of update” the buttons List of Securitizations (similar to Search for
ISIN to update, as described in § 4.3) and Compile (to continue the compilation of previously saved
activities) will be enabled.

@ FEAT - Internet Explorer E@

R

2 BANCADTIALIA FEAT - Front End Anagrafe Titoli Engisn |~

EUROSISTEMA

Home  List of Activities  List of Securities  List of Securitizations ~ Documents  Browse messages Administrator Welcome  SISC.334169 m m

Partner UTENTE TEST 20 -

Role | I13SUER -

¥ (23 SECURITIZATION ID NUMBER SECURITIZATION ID NUMBER

|| Request for securitization ID number

_] Communication of update Communication of update

To be used to request an update of the
Securitization Operation. The update will be

» (] DEBT SECURITIES: ABS and CDO

» ] EQUITIES treated as a Correction, i.e. the data change
X will affect the operation for its entire
» 1 RIGHTS lifecycle

» ] WARRANTS
USEFUL LINKS:
» (2] LISTING INFORMATION

» (] GENERAL COMMUNICATION

| Compiling istructions

[ X3D scheme flow 41

Communication of update

DATA ENTRY u o]} LIST OF ACTIVITIES

0 R A

For both messages it is possible to access to previously saved activities by clicking on List of Activities (see
§ 4.4) or by importing the securitization data from an .xml file (xsd pattern) using the button Import (see §
4.2).

For the search facilities related to securitizations please refer to § 3.4.
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8. Glossary

ACTIVITY: Logical group of related data and functions aimed at the creation of messages and the
management of attachments.

INFOSTAT: Bl Information system which supports supervised intermediaries in the report compiling and
forwarding.

MESSAGE: Information flow exchanged between Partner and BI.

PARTNER: Entity (bank, financial vehicle corporation, investment company, non financial corporation etc.)
authorized to the survey.

SURVEY: Set of one or more messages aimed at collecting information through a specific reporting

USER: Natural person delegated by the Partner in order to operate on his behalf within a survey
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9. Contacts

For questions relating to auto-registration, please e-mail autoregistrazione@bancaditalia.it.

For questions relating to access to INFOSTAT and use of the services, please contact the help-desk of the
Statistical Data Collection and Processing Directorate at rdvi.helpdesk@bancaditalia.it (Tel.: +39
06.47926459).

For administrative queries relating to use of FEAT and FE129, the numbering system and any other aspects
of preparing and sending communications, please contact the Statistical Data Collection and Processing
Directorate — Reference data Division (FEAT @bancaditalia.it; FE129@bancaditalia.it Tel:+39 06.47926667).
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